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Agenda for the Roundtable on the Call for Advice regarding the 
securitisation prudential framework review 

 
DATE: 22 June 2022 
TIME: 10:00 – 12:30 CEST 

 

Format: Digital via Webex 
 

Moderation: Aris Dalamangas, Expert on Insurance Policy, EIOPA 
 

 
Time 

 
Topic 

 
10:00 – 10:15 Welcome, introduction and context 

 
 Justin Wray, Head of Policy Department,  EIOPA 

 

10:15 – 10:45 1. Investment behaviour of insurance undertakings 
 
 Aris Dalamangas, EIOPA 

10:45 – 11:15 2. Treatment of securitised products within CRR and comparison with 
Solvency II 

 

 Alyssar Khalil, ACPR / Alessandra Vannozzi, IVASS 

11:15 – 11:30 Coffee break 
 

11:30 – 12:00 
 

3. Assessment of the securitisation capital framework 
 
 Alyssar Khalil, ACPR / Aris Dalamangas, EIOPA 

12:00 – 12:30 Concluding remarks 
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