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Draft proposal for Quantitative Reporting Templates 

Deadline 
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12:00 CET 

Name of Company: PwC  

Disclosure of comments: Please indicate if your comments should be treated as confidential: Public 

 Please follow the following instructions for filling in the template:  

 Do not change the numbering in the column “reference”; if you change 

numbering, your comment cannot be processed by our IT tool 

 Leave the last column empty. 

 Please fill in your comment in the relevant row. If you have no comment on a 

paragraph or a cell, keep the row empty.  

 Our IT tool does not allow processing of comments which do not refer to the 

specific numbers below.  

o Certain rows represent a group of cells with similar information (ex : TP 

- E3- cells A17-A31-J16 for a given triangle in TP-E3) 

o Cells that refer to formulas are not mentioned in specific rows; in case 

you have comments on formulas, please make them in the cell 

“general” for the given template 

o In spreadsheets & LOGs, certain cell number may seem like they are 

missing (ex : going directly from cell B1 to cell B3); this is normal, as 

they may refer to a previously existing cell that has been deleted during 

informal consultations, and cell numberings have not been changed for 

integral consistency purposes 

o If your comment refers to multiple cells or paragraphs, please insert 

your comment at the first relevant paragraph and mention in your 

comment to which other cells or paragraphs this also applies. 

o If your comment refers to subparagraphs or specific cells within a 

group, please indicate this in the comment itself. 

Please send the completed template, in Word Format, to 

cp009@eiopa.europa.eu. Our IT tool does not allow processing of any other 

 

mailto:cp009@eiopa.europa.eu
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formats. 

The numbering of the paragraphs refers to this Consultation Paper, the numbering of 

cells refers to the accompanying spreadsheets and LOGs, the reference to “General”, 

“Purpose”, etc. refers to summary documents. 

 

Reference Comment 

General Comment 
We welcome the opportunity to comment at this stage on the draft Quantitative Reporting 
Templates (QRTs) and we support EIOPA’s approach of making these templates available for 
comment at this stage. 
 
However, it is likely that the preparatory work of insurers in respect of these QRTs will extend 
beyond the deadline for comments of 20 January and this preparatory work could highlight 
further technical issues in respect of the QRTs. In addition, the finalisation of the Level 1 and Level 
2 text may lead to further comments on the QRTs (for example the deadlines, expected to be 
specified at Level 2, may influence preparers views on the content of the QRTs). 
 
As a result we believe EIOPA should give stakeholders a further opportunity to comment at the 
time they consult on other technical standards and guidelines.   
 

Furthermore, It is our view that there needs to be clear guidance on how insurers should apply 
the principles of proportionality and materiality (enshrined in the Level 1 Directive) in the 
completion of QRTs.   It is also worthwhile considering practical ways to ease the process of 
completing the QRTs and ensuring consistency by for example developing a comprehensive 
glossary of terms and any other measure that will help a clear interpretation of the requirements. 
 
Finally, as we noted in our response to CP58, we have concerns over the necessity of Q4 
reporting.  Insurers will need to undertake two sets of reporting at the same date which could be 
unduly burdensome.  This is traditionally a busy period for insurers who will need to devote 
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resources away from closing ledgers and the preparation of statutory accounting information to 
this double requirement of Q4 and annual Solvency II disclosure. 
 

3.1 
  

3.2 
  

3.3 
The Technical Annex should specify when it would be applicable for sub-groups and groups where 
the parent undertaking is a mixed-activity or mixed financial holding company to make 
submissions and which of the QRTs are applicable to such groups (or how it will be determined 
which of the QRTs are applicable to such groups) 

 

3.4 
  

3.5 
  

3.6 
  

4.1 
  

4.2 
  

4.3 
  

4.4 
  

4.5 
  

4.6 
  

4.7 
  

4.8 
  

4.9 
  

4.10 
  

4.11 
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Technical Annex (only for 

inconsistencies) 

  

BS-C1 – General  
  

BS-C1 – Purpose 
  

BS-C1 – Benefits 
  

BS-C1 – Costs 
  

BS-C1 – Groups 
Consolidated accounts may not be prepared at the level of the group for which 

Solvency II reporting is required and it would be unduly burdensome to require a 

GAAP consolidation to be performed solely for the purpose of Solvency II QRTs. 

Therefore, the ‘statutory accounts value’ column should not be applicable to insurance 

groups which do not prepare consolidated accounts at the level of the group for which 

Solvency II reporting is required. 

 

BS-C1 – Materiality 
  

BS-C1 - Disclosure 
  

BS-C1 – Frequency 
  

BS-C1 – cell AS1   

BS-C1- cell AS24    

BS-C1- cell A2   

BS-C1- cell AS2   

BS-C1- cell A26   

BS-C1- cell AS26   

BS-C1- cell A25B   

BS-C1- cell AS25B   

BS-C1- cell A3   

BS-C1- cell AS3   

BS-C1- cell A5   
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BS-C1- cell AS5   

BS-C1- cell A6   

BS-C1- cell AS6   

BS-C1- cell A7   

BS-C1- cell AS7   

BS-C1- cell A7A   

BS-C1- cell AS7A   

BS-C1- cell A8   

BS-C1- cell AS8   

BS-C1- cell A8A   

BS-C1- cell AS8A   

BS-C1- cell A8C   

BS-C1- cell AS8C   

BS-C1- cell A8D   

BS-C1- cell AS8D   

BS-C1- cell AS9   

BS-C1- cell AS9A   

BS-C1- cell AS9B   

BS-C1- cell AS9C   

BS-C1- cell AS9D   

BS-C1- cell AS9E   

BS-C1- cell AS9F   

BS-C1- cell A10A   

BS-C1- cell AS10A   

BS-C1- cell A10B   

BS-C1- cell AS10B   
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BS-C1- cell A14   

BS-C1- cell AS14   

BS-C1- cell A11   

BS-C1- cell AS11   

BS-C1- cell A12   

BS-C1- cell AS12   

BS-C1- cell A14A   

BS-C1- cell AS14A   

BS-C1- cell A17   

BS-C1- cell AS17   

BS-C1- cell A18   

BS-C1- cell AS18   

BS-C1- cell A18A   

BS-C1- cell AS18A   

BS-C1- cell A19   

BS-C1- cell AS19   

BS-C1- cell A19A   

BS-C1- cell AS19A   

BS-C1- cell A13   

BS-C1- cell AS13   

BS-C1- cell A21   

BS-C1- cell AS21   

BS-C1- cell A20   

BS-C1- cell AS20   

BS-C1- cell A23   

BS-C1- cell AS23   
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BS-C1- cell A27   

BS-C1- cell AS27   

BS-C1- cell A29   

BS-C1- cell AS29   

BS-C1- cell LS1   

BS-C1- cell L1A   

BS-C1- cell L2   

BS-C1- cell L3   

BS-C1- cell LS4   

BS-C1- cell L4A   

BS-C1- cell L5   

BS-C1- cell L6   

BS-C1- cell LS6B   

BS-C1- cell L6C   

BS-C1- cell L6D   

BS-C1- cell L6E   

BS-C1- cell LS7   

BS-C1- cell L7A   

BS-C1- cell L8   

BS-C1- cell L9   

BS-C1- cell LS10   

BS-C1- cell L10A   

BS-C1- cell L11   

BS-C1- cell L12   

BS-C1- cell L23   

BS-C1- cell L18   
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BS-C1- cell LS18   

BS-C1- cell L22   

BS-C1- cell LS22   

BS-C1- cell L13   

BS-C1- cell LS13   

BS-C1- cell L17   

BS-C1- cell LS17   

BS-C1- cell L16   

BS-C1- cell LS16   

BS-C1- cell L19   

BS-C1- cell LS19   

BS-C1- cell L20   

BS-C1- cell LS20   

BS-C1- cell L15A   

BS-C1- cell LS15A   

BS-C1- cell L15B   

BS-C1- cell LS15B   

BS-C1- cell L15C   

BS-C1- cell LS15C   

BS-C1- cell L15D   

BS-C1- cell LS15D   

BS-C1- cell L25   

BS-C1- cell LS25   

BS-C1- cell L26   

BS-C1B – General  
  

BS-C1B – Purpose 
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BS-C1B – Benefits 
  

BS-C1B – Costs 
  

BS-C1B – Groups 
  

BS-C1B – Materiality 
  

BS-C1B - Disclosure 
  

BS-C1B – Frequency 
  

BS-C1B- cell A2 

Financial guarantees received may meet the definition of financial assets  

 

It is unclear that quantitative disclosure of the value of guarantees received is in itself 

meaningful information. To assess the potential impact of any guarantee it would be 

necessary to understand whether the guarantee applies to all or a subset of the 

insurers’ liabilities, the circumstance in which it will be triggered and the credit 

standing of the guarantor. Such information may be more appropriately dealt with via 

narrative reporting. 

 

It should be clarified whether guarantees should be included if a value has been 

placed on them in the Solvency II balance sheet. 

 

BS-C1B- cell A3A   

BS-C1B- cell A3C   

BS-C1B- cell B3C   

BS-C1B- cell C3C   

BS-C1B- cell D3C   

BS-C1B- cell A3B   

BS-C1B- cell B3B   

BS-C1B- cell A10   

BS-C1B- cell B10   

BS-C1B- cell A12A   
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BS-C1B- cell B12A   

BS-C1B- cell A13   

BS-C1B- cell B13   

BS-C1B- cell A13A   

BS-C1B- cell B13A   

BS-C1B- cell A14   

BS-C1B- cell B14   

BS-C1B- cell A15A   

BS-C1B- cell B15A   

BS-C1B- cell A17   

BS-C1B- cell B17   

BS-C1B- cell A17A   

BS-C1B- cell B17A   

BS-C1B- cell A18 

In some cases it may not be possible to quantify the maximum possible value of a 
contingent liability or that value may be misleading because its probability is extremely remote. 
By nature those contingent liabilities that are not valued on the SII balance sheet do not lend 
themselves to quantitative reporting and may more appropriately be dealt with through narrative 
reporting. 
 
It should be clarified that where contingent liabilities have been excluded from the Solvency II 
balance sheet because they are not material in accordance with the guidance on determination of 
materiality of contingent liabilities, they should not be required to be shown here. 

 

BS-C1B- cell A5   

BS-C1B- cell A9A   

BS-C1B- cell A9B   

BS-C1B- cell B9B   

BS-C1B- cell C9B   

BS-C1B- cell A19   
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BS-C1B- cell B19   

BS-C1D – General  
Guidance is needed as to how the currency of each type of asset and liability should be 

determined. This may be particulary relevant for items other than financial 

instruments and for items, such as equity shares, which are listed on multiple 

exchanges. 

 

If the intention is to derive conclusions about currency matching of assets and 

liabilities, we do not believe that this information can be assessed by looking at the 

balance sheet figures of assets and liabilities in isolation. For example there might be 

currency derivatives contained within the assets that will show greater volatility 

concerning changes in exchange rates than normal assets.  

 

If the intention is to draw conclusions on currency exposures, we would suggest using 

the respective SCR and risk disclosure and thus currency risk information. 

 

BS-C1D – Purpose 
  

BS-C1D – Benefits 
  

BS-C1D – Costs 
  

BS-C1D – Groups 
  

BS-C1D – Materiality 
  

BS-C1D - Disclosure 
  

BS-C1D – Frequency 
  

BS-C1D- cell A1   

BS-C1D- cell B1   

BS-C1D- cell C1   

BS-C1D- cell D1   

BS-C1D- cell E1   

BS-C1D- cell A3   

BS-C1D- cell A4   
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BS-C1D- cell A5   

BS-C1D- cell A5A   

BS-C1D- cell A6   

BS-C1D- cell A7   

BS-C1D- cell A8   

BS-C1D- cell A9   

BS-C1D- cell A10   

BS-C1D- cell A11   

BS-C1D- cell A12   

BS-C1D- cell A13   

BS-C1D- cell A14   

BS-C1D- cell A16   

Country - K1– General    

Country - K1– Purpose   

Country - K1– Benefits   

Country - K1– Costs   

Country - K1– Groups   

Country - K1– Materiality   

Country - K1– Disclosure   

Country - K1– Frequency   

Country - K1- cell A1   

Country - K1- cell A2   

Country - K1- cell A3   

Country - K1- cell A4   

Country - K1- cell C1   

Country - K1- cell C2   
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Country - K1- cell C3   

Country - K1- cell C4   

Country - K1- cell E1    

Country - K1- cell E2    

Country - K1- cell E3   

Country - K1- cell E4   

Country - K1- cell H1   

Country - K1- cell H2   

Country - K1- cell H3   

Country - K1- cell H1A   

Country - K1- cell H2A   

Country - K1- cell H3A   

Cover - A1A & Q- General    

Cover - A1A & Q- Purpose   

Cover - A1A & Q- Benefits   

Cover - A1A & Q- Costs   

Cover - A1A & Q- Groups   

Cover - A1A & Q- 

Materiality 

  

Cover - A1A & Q- 

Disclosure 

  

Cover - A1A & Q- 

Frequency 

  

Cover - A1A- cell A1   

Cover - A1A- cell A2   

Cover - A1A- cell A3   

Cover - A1A- cell A4   

Cover - A1A- cell A5   
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Cover - A1A- cell A6   

Cover - A1A- cell A7   

Cover - A1A- cell A8   

Cover - A1A- cell A9   

Cover - A1A- cell A10   

Cover - A1A- cell A11   

Cover - A1A- cell A12   

Cover - A1A- cell A19   

Cover - A1A- cell A20   

Cover - A1A- cell A21   

Cover - A1A- cell A22   

Cover - A1A- cell A23   

Cover - A1A- cell B1   

Cover - A1A- cell B2   

Cover - A1A- cell C1   

Cover - A1A- cell A1A   

Cover - A1A- cell B1A   

Cover - A1A- cell C1A   

Cover - A1A- cell E1   

Cover - A1A- cell F1   

Cover - A1A- cell G1   

Cover - A1A- cell E1A   

Cover - A1A- cell F1A   

Cover - A1A- cell G1A   

Cover - A1A- cell E1B   

Cover - A1A- cell F1B   
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Cover - A1A- cell G1B   

Cover - A1A- cell E1C   

Cover - A1A- cell F1C   

Cover - A1A- cell G1C   

Cover - A1A- cell E1D   

Cover - A1A- cell F1D   

Cover - A1A- cell G1D   

Cover - A1A- cell E1E   

Cover - A1A- cell F1E   

Cover - A1A- cell G1E   

Cover - A1A- cell I1   

Cover - A1A- cell I2   

Cover - A1A- cell I3   

Cover - A1A- cell I3A   

Cover - A1A- cell I3B   

Cover - A1A- cell I4   

Cover - A1A- cell I5   

Cover - A1A- cell I6   

Cover - A1A- cell I7   

Cover - A1A- cell I8   

Cover - A1A- cell I9   

Cover - A1A- cell I10   

Cover - A1A- cell I11   

Cover - A1A- cell J1   

Cover - A1A- cell I11A   

Cover - A1A- cell J1A   
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Cover - A1A- cell L1   

Cover - A1A- cell M1   

Cover - A1A- cell L1A   

Cover - A1A- cell M1A   

Cover - A1A- cell O1   

Cover - A1A- cell P1   

Cover - A1A- cell O1A   

Cover - A1A- cell P1A   

Cover - A1A- cell O1B   

Cover - A1A- cell P1B   

Cover - A1A- cell O1C   

Cover - A1A- cell P1C   

Cover - A1Q- cell A1   

Cover - A1Q- cell A2   

Cover - A1Q- cell A3   

Cover - A1Q- cell A4   

Cover - A1Q- cell A5   

Cover - A1Q- cell A6   

Cover - A1Q- cell A7   

Cover - A1Q- cell A8   

Cover - A1Q- cell A9   

Cover - A1Q- cell A10   

Cover - A1Q- cell A11   

Cover - A1Q- cell A12   

Cover - A1Q- cell A19   

Cover - A1Q- cell A20   
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Cover - A1Q- cell A21   

Cover - A1Q- cell A22   

Cover - A1Q- cell A23   

Cover - A1Q- cell B1   

Cover - A1Q- cell B2   

Cover - A1Q- cell C1   

Cover - A1Q- cell E1   

Cover - A1Q- cell F1   

Cover - A1Q- cell G1   

Cover - A1Q- cell E1Z   

Cover - A1Q- cell F1Z   

Cover - A1Q- cell G1Z   

Cover - A1Q- cell I1   

Cover - A1Q- cell I2   

Cover - A1Q- cell I3   

Cover - A1Q- cell I3A   

Cover - A1Q- cell I3B   

Cover - A1Q- cell I4   

Cover - A1Q- cell I5   

Cover - A1Q- cell I6   

Cover - A1Q- cell I7   

Cover - A1Q- cell I8   

Cover - A1Q- cell I9   

Cover - A1Q- cell I10   

Cover - A1Q- cell I11   

Cover - A1Q- cell L1   
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Cover - A1Q- cell M1   

Cover - A1Q- cell L1Z   

Cover - A1Q- cell M1Z   

OF - B1A & B1Q – General  
This template may be subject to change once the delegated acts dealing with own funds are 
finalised. This highlights the need for there to be further opportunity for stakeholder comment 
following the finalisation of delegated acts. 
We do not believe that any details should be required to be reported in respect of instruments 
(e.g. subordinated loans, preference shares) that do not meet the criteria for any category of basic 
own funds. This should be clarified. 

 

OF - B1A & B1Q – Purpose 
  

OF - B1A & B1Q – Benefits 
  

OF - B1A & B1Q – Costs 
  

OF - B1A & B1Q – Groups 
  

OF - B1A & B1Q – Materiality 
  

OF - B1A & B1Q - Disclosure 
  

OF - B1A & B1Q – Frequency 
  

OF - B1A- cell C1A 
  

OF - B1A- cell B5   

OF - B1A- cell C5   

OF - B1A- cell D5   

OF - B1A- cell B6   

OF - B1A- cell B10   

OF - B1A- cell C10   

OF - B1A- cell D10   

OF - B1A- cell B11   
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OF - B1A- cell C11   

OF - B1A- cell B14   

OF - B1A- cell C14   

OF - B1A- cell B17 

It is unclear why this amount is being deducted separately when such amounts might already be 
inlcuded at B5, B10, B11 B14. It is unclear why only amounts relating to non-EEA entities are 
deducted – unclear where amounts relating to EEA entities demeed non-available under Article 
222(2) – (5) should be deducted.   

 

OF - B1A- cell C17 

It is unclear why this amount is being deducted separately when such amounts might already be 
inlcuded at C1A, C5, C10, C11 C14. It is also unclear why only amounts relating to non-EEA entities 
are deducted – unclear where amounts realting to EEA entities demeed non-available under 
Article 222(2) – (5) should be deducted.   

 

OF - B1A- cell D17 

It is unclear why this amount is being deducted separately when such amounts might already be 
inlcuded at D5, D10, D11 D14. It is also unclear why only amounts relating to non-EEA entities are 
deducted – unclear where amounts realting to EEA entities demeed non-available under Article 
222(2) – (5) should be deducted.   

 

OF - B1A- cell B18   

OF - B1A- cell C18   

OF - B1A- cell D18   

OF - B1A- cell D14   

OF - B1A- cell D11   

OF - B1A- cell D15   

OF - B1A- cell B25   

OF - B1A- cell B30   

OF - B1A- cell B31   

OF - B1A- cell C33   

OF - B1A- cell C34   

OF - B1A- cell C35   

OF - B1A- cell D35   
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OF - B1A- cell C36   

OF - B1A- cell D36   

OF - B1A- cell C37   

OF - B1A- cell C38   

OF - B1A- cell D38   

OF - B1A- cell C39   

OF - B1A- cell C40   

OF - B1A- cell D40   

OF - B1A- cell C41 We propose that it would seem more logical for lines 41 and 42 to be reversed.   

OF - B1A- cell D41 See cell C41.  

OF - B1A- cell C42 See cell C41.  

OF - B1A- cell D42 See cell C41.  

OF - B1A- cell A45   

OF - B1A- cell A45A   

OF - B1A- cell A45B   

OF - B1A- cell B60   

OF - B1A- cell C60   

OF - B1A- cell B61   

OF - B1A- cell C61   

OF - B1A- cell B62   

OF - B1A- cell C62   

OF - B1A- cell B64   

OF - B1A- cell C64   

OF - B1A- cell B65   

OF - B1A- cell C65   

OF - B1A- cell B70   
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OF - B1A- cell C70   

OF - B1A- cell B71   

OF - B1A- cell C71   

OF - B1A- cell B73   

OF - B1A- cell C73   

OF - B1A- cell D73   

OF - B1A- cell E73   

OF - B1A- cell F73   

OF - B1A- cell B74   

OF - B1A- cell C74   

OF - B1A- cell D74   

OF - B1A- cell E74   

OF - B1A- cell F74   

OF - B1A- cell B75   

OF - B1A- cell C75   

OF - B1A- cell D75   

OF - B1A- cell E75   

OF - B1A- cell F75   

OF - B1A- cell A77.1   

OF - B1A- cell B77.1   

OF - B1A- cell C77.1   

OF - B1A- cell D77.1   

OF - B1A- cell E77.1   

OF - B1A- cell F77.1   

OF - B1A- cell G77.1   

OF - B1A- cell H77.1   



Template comments 
22/122 

 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

OF - B1A- cell I77.1   

OF - B1A- cell J77.1   

OF - B1A- cell K77.1   

OF - B1A- cell L77.1   

OF - B1A- cell M77.1   

OF - B1A- cell N77.1   

OF - B1A- cell A77.n   

OF - B1A- cell B77.n   

OF - B1A- cell C77.n   

OF - B1A- cell D77.n   

OF - B1A- cell E77.n   

OF - B1A- cell F77.n   

OF - B1A- cell G77.n   

OF - B1A- cell H77.n   

OF - B1A- cell I77.n   

OF - B1A- cell J77.n   

OF - B1A- cell K77.n   

OF - B1A- cell L77.n   

OF - B1A- cell M77.n   

OF - B1A- cell N77.n   

OF - B1A- cell B79   

OF - B1A- cell C79   

OF - B1A- cell D79   

OF - B1A- cell E79   

OF - B1A- cell F79   

OF - B1A- cell B80   
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

OF - B1A- cell C80   

OF - B1A- cell D80   

OF - B1A- cell E80   

OF - B1A- cell F80   

OF - B1A- cell B81   

OF - B1A- cell C81   

OF - B1A- cell D81   

OF - B1A- cell E81   

OF - B1A- cell F81   

OF - B1A- cell B83   

OF - B1A- cell C83   

OF - B1A- cell D83   

OF - B1A- cell B84   

OF - B1A- cell C84   

OF - B1A- cell D84   

OF - B1A- cell B85   

OF - B1A- cell C85   

OF - B1A- cell D85   

OF - B1A- cell A87.1 

Please confirm that only details of preference shares eligible to count towards SCR coverage 
should be provided in this and cells up to H87.n. 

 

OF - B1A- cell B87.1   

OF - B1A- cell C87.1   

OF - B1A- cell D87.1   

OF - B1A- cell E87.1   

OF - B1A- cell F87.1   

OF - B1A- cell G87.1   

OF - B1A- cell H87.1   
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Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

OF - B1A- cell I87.1   

OF - B1A- cell J87.1   

OF - B1A- cell K87.1   

OF - B1A- cell L87.1   

OF - B1A- cell M87.1   

OF - B1A- cell N87.1   

OF - B1A- cell A87.n   

OF - B1A- cell B87.n   

OF - B1A- cell C87.n   

OF - B1A- cell D87.n   

OF - B1A- cell E87.n   

OF - B1A- cell F87.n   

OF - B1A- cell G87.n   

OF - B1A- cell H87.n   

OF - B1A- cell I87.n   

OF - B1A- cell J87.n   

OF - B1A- cell K87.n   

OF - B1A- cell L87.n   

OF - B1A- cell M87.n   

OF - B1A- cell N87.n   

OF - B1A- cell B88   

OF - B1A- cell C88   

OF - B1A- cell B89   

OF - B1A- cell B90   

OF - B1A- cell C90   

OF - B1A- cell B92   
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Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

OF - B1A- cell C92   

OF - B1A- cell D92   

OF - B1A- cell E92   

OF - B1A- cell F92   

OF - B1A- cell B93   

OF - B1A- cell C93   

OF - B1A- cell D93   

OF - B1A- cell E93   

OF - B1A- cell F93   

OF - B1A- cell B94   

OF - B1A- cell C94   

OF - B1A- cell D94   

OF - B1A- cell E94   

OF - B1A- cell F94   

OF - B1A- cell B96   

OF - B1A- cell C96   

OF - B1A- cell D96   

OF - B1A- cell E96   

OF - B1A- cell B97   

OF - B1A- cell C97   

OF - B1A- cell D97   

OF - B1A- cell E97   

OF - B1A- cell B98   

OF - B1A- cell C98   

OF - B1A- cell D98   

OF - B1A- cell E98   
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Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

OF - B1A- cell A100.1 

We do  not believe there should be any requirement to report details of subordinated liabilities 
that do not meet the criteria for any category of basic own funds 
 

 

OF - B1A- cell B100.1   

OF - B1A- cell C100.1   

OF - B1A- cell D100.1   

OF - B1A- cell E100.1   

OF - B1A- cell F100.1   

OF - B1A- cell G100.1   

OF - B1A- cell H100.1   

OF - B1A- cell I100.1   

OF - B1A- cell J100.1   

OF - B1A- cell K100.1   

OF - B1A- cell L100.1   

OF - B1A- cell M100.1   

OF - B1A- cell N100.1   

OF - B1A- cell A100.n   

OF - B1A- cell B100.n   

OF - B1A- cell C100.n   

OF - B1A- cell D100.n   

OF - B1A- cell E100.n   

OF - B1A- cell F100.n   

OF - B1A- cell G100.n   

OF - B1A- cell H100.n   

OF - B1A- cell I100.n   

OF - B1A- cell J100.n   

OF - B1A- cell K100.n   
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Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

OF - B1A- cell L100.n   

OF - B1A- cell M100.n   

OF - B1A- cell N100.n   

OF - B1A- cell B102   

OF - B1A- cell C102   

OF - B1A- cell D102   

OF - B1A- cell B103   

OF - B1A- cell C103   

OF - B1A- cell D103   

OF - B1A- cell B104   

OF - B1A- cell C104   

OF - B1A- cell D104   

OF - B1A- cell A106.1   

OF - B1A- cell B106.1   

OF - B1A- cell C106.1   

OF - B1A- cell D106.1   

OF - B1A- cell E106.1   

OF - B1A- cell F106.1   

OF - B1A- cell G106.1   

OF - B1A- cell H106.1   

OF - B1A- cell I106.1   

OF - B1A- cell J106.1   

OF - B1A- cell K106.1   

OF - B1A- cell L106.1   

OF - B1A- cell M106.1   

OF - B1A- cell N106.1   
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Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

OF - B1A- cell A106.n   

OF - B1A- cell B106.n   

OF - B1A- cell C106.n   

OF - B1A- cell D106.n   

OF - B1A- cell E106.n   

OF - B1A- cell F106.n   

OF - B1A- cell G106.n   

OF - B1A- cell H106.n   

OF - B1A- cell I106.n   

OF - B1A- cell J106.n   

OF - B1A- cell K106.n   

OF - B1A- cell L106.n   

OF - B1A- cell M106.n   

OF - B1A- cell N106.n   

OF - B1A- cell A108   

OF - B1A- cell B108   

OF - B1A- cell C108   

OF - B1A- cell B109   

OF - B1A- cell D109   

OF - B1A- cell B110   

OF - B1A- cell C110   

OF - B1A- cell D110   

OF - B1A- cell E110   

OF - B1A- cell B111   

OF - B1A- cell C111   

OF - B1A- cell D111   
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Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

OF - B1A- cell E111   

OF - B1A- cell A113.1   

OF - B1A- cell B113.1   

OF - B1A- cell C113.1   

OF - B1A- cell D113.1   

OF - B1A- cell E113.1   

OF - B1A- cell A113.n   

OF - B1A- cell B113.n   

OF - B1A- cell C113.n   

OF - B1A- cell D113.n   

OF - B1A- cell E113.n   

OF - B1A- cell A115.1 Please clarify how the shareholder value in the RFF should be calculated.  

OF - B1A- cell B115.1   

OF - B1A- cell D115.1   

OF - B1A- cell E115.1   

OF - B1A- cell A115.n   

OF - B1A- cell B115.n   

OF - B1A- cell D115.n   

OF - B1A- cell E115.n   

OF - B1A- cell B116   

OF - B1A- cell D116   

OF - B1A- cell E116 Please clarify how the shareholder value in the RFF should be calculated.  

OF - B1A- cell F116 Please clarify how this amount should be arrived at.  

OF - B1A- cell A130.1   

OF - B1A- cell B130.1   

OF - B1A- cell C130.1   
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Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

OF - B1A- cell D130.1   

OF - B1A- cell E130.1   

OF - B1A- cell F130.1   

OF - B1A- cell G130.1   

OF - B1A- cell H130.1   

OF - B1A- cell I130.1   

OF - B1A- cell J130.1   

OF - B1A- cell K130.1   

OF - B1A- cell L130.1   

OF - B1A- cell M130.1   

OF - B1A- cell A130.n   

OF - B1A- cell B130.n   

OF - B1A- cell C130.n   

OF - B1A- cell D130.n   

OF - B1A- cell E130.n   

OF - B1A- cell F130.n   

OF - B1A- cell G130.n   

OF - B1A- cell H130.n   

OF - B1A- cell I130.n   

OF - B1A- cell J130.n   

OF - B1A- cell K130.n   

OF - B1A- cell L130.n   

OF - B1A- cell M130.n   

OF - B1Q- cell C1A   

OF - B1Q- cell B5   

OF - B1Q- cell C5   
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Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

OF - B1Q- cell D5   

OF - B1Q- cell B6   

OF - B1Q- cell B10   

OF - B1Q- cell C10   

OF - B1Q- cell D10   

OF - B1Q- cell B11   

OF - B1Q- cell C11   

OF - B1Q- cell B14   

OF - B1Q- cell C14   

OF - B1Q- cell B17   

OF - B1Q- cell C17   

OF - B1Q- cell D17   

OF - B1Q- cell B18   

OF - B1Q- cell C18   

OF - B1Q- cell D18   

OF - B1Q- cell D14   

OF - B1Q- cell D11   

OF - B1Q- cell D15   

OF - B1Q- cell B25   

OF - B1Q- cell B30   

OF - B1Q- cell B31   

OF - B1Q- cell C33   

OF - B1Q- cell C34   

OF - B1Q- cell C35   

OF - B1Q- cell D35   

OF - B1Q- cell C36   
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Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

OF - B1Q- cell D36   

OF - B1Q- cell C37   

OF - B1Q- cell C38   

OF - B1Q- cell D38   

OF - B1Q- cell C39   

OF - B1Q- cell C40   

OF - B1Q- cell D40   

OF - B1Q- cell C41   

OF - B1Q- cell D41   

OF - B1Q- cell C42   

OF - B1Q- cell D42   

OF - B1Q- cell A45   

OF - B1Q- cell A45A   

OF - B1Q- cell A45B   

VA - C2A– General  Some of the formulas do not seem to be correctly linked to the Own Funds templates, i.e. the 
formula for item V2.  
 

 

VA – C2A – Purpose   

VA – C2A – Benefits   

VA – C2A - Costs   

VA – C2A – Groups   

VA - C2A – Materiality   

VA - C2A – Disclosure   

VA – C2A – Frequency   

VA - C2B– General    

VA – C2B – Purpose   

VA – C2B – Benefits   
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Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

VA – C2B - Costs   

VA – C2B – Groups   

VA - C2B – Materiality   

VA - C2B – Disclosure   

VA – C2B – Frequency   

VA C2B - cell AA2 It would be helpful if EIOPA provides an example for expenses which are applicable here.    

VA C2B -cell A1   

VA C2B -cell A2   

VA C2B -cell A3   

VA C2B -cell A4   

VA C2B -cell A6   

VA C2B -cell A7   

VA C2B -cell A8   

VA C2B -cell O1 

We assume the cross check to balance sheet BS C1 should be to that cell as at the previous 
reporting date. 

 

VA C2B -cell O2   

VA C2B -cell O3   

VA - C2C– General  There are currently still discussions in relation to the definition of contract boundaries and it may 
be necessary to update the guidance once the Level 2 requirements are  clear. 

 

VA – C2C – Purpose   

VA – C2C – Benefits   

VA – C2C - Costs   

VA – C2C – Groups   

VA - C2C – Materiality   

VA - C2C – Disclosure   

VA – C2C – Frequency   

VA C2C -cell AA5   



Template comments 
34/122 

 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

VA C2C -cell A1   

VA C2C -cell B1   

VA C2C -cell C1   

VA C2C -cell D1   

VA C2C -cell E1   

VA C2C -cell E1A   

VA C2C -cell G1   

VA C2C -cell H1   

VA C2C -cell E1A   

VA C2C -cell A2   

VA C2C -cell B2   

VA C2C -cell D2   

VA C2C -cell E2   

VA C2C -cell G2   

VA C2C -cell A3   

VA C2C -cell B3   

VA C2C -cell C3   

VA C2C -cell A4   

VA C2C -cell B4   

VA C2C -cell C4   

VA C2C -cell D4   

VA C2C -cell E4   

VA C2C -cell E4A   

VA C2C -cell G4   

VA C2C -cell H4   

VA C2C -cell BB1   
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Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

VA C2C -cell CC1   

VA - C2D– General    

VA – C2D – Purpose   

VA – C2D – Benefits   

VA – C2D - Costs   

VA – C2D – Groups   

VA - C2D – Materiality   

VA - C2D – Disclosure   

VA – C2D – Frequency   

VA C2D -cell O2   

VA C2D -cell O3   

VA C2D -cell O4   

VA C2D -cell O6   

VA C2D -cell O7   

VA C2D -cell O8   

VA C2D -cell O9   

VA C2D -cell O10   

VA C2D -cell O11   

VA C2D -cell O12   

SCR - B2A – General  
  

SCR - B2A – Purpose 
  

SCR - B2A – Benefits 
  

SCR - B2A – Costs 
  

SCR - B2A – Groups 
  

SCR - B2A – Materiality 
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Deadline 

20 January 2012  

12:00 CET 

SCR - B2A - Disclosure 
  

SCR - B2A – Frequency 
  

SCR - B2A - cell A1   

SCR - B2A - cell B1   

SCR - B2A - cell A2   

SCR - B2A - cell B2   

SCR - B2A - cell A3   

SCR - B2A - cell B3   

SCR - B2A - cell A4   

SCR - B2A - cell B4   

SCR - B2A - cell A5   

SCR - B2A - cell B5=A5   

SCR - B2A - cell A6   

SCR - B2A - cell B6   

SCR - B2A - cell A7   

SCR - B2A - cell B7=A7   

SCR - B2A - cell A8   

SCR - B2A - cell B8   

SCR - B2A - cell A9   

SCR - B2A - cell B9 Log explanation is missing for this cell  

SCR - B2A - cell A11   

SCR - B2A - cell A12 

For undertakings using a partial internal model it should be clarified whether this is the total 
adjustment for deferred taxation or only that related to the elements calculated using standard 
formula. 

 

SCR - B2A - cell A13   

SCR - B2A - cell A14   
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Deadline 

20 January 2012  

12:00 CET 

SCR - B2A - cell A14A   

SCR - B2A - cell A15A   

SCR - B2A - cell A15B   

SCR - B2A - cell A15C   

SCR - B2A - cell A16   

SCR - B2A - cell A17   

SCR - B2A - cell A18   

SCR - B2A - cell A19   

SCR - B2A - cell A20   

SCR - B2A - cell A21   

SCR - B2B – General  
  

SCR - B2B – Purpose 
  

SCR - B2B – Benefits 
  

SCR - B2B – Costs 
  

SCR - B2B – Groups 
  

SCR - B2B – Materiality 
  

SCR - B2B - Disclosure 
  

SCR - B2B – Frequency 
  

SCR - B2B- cell A1.1   

SCR - B2B- cell A1A.1   

SCR - B2B- cell B1.1   

SCR - B2B- cell A1.n   

SCR - B2B- cell A1A.n   

SCR - B2B- cell B1.n   

SCR - B2B- cell B3   
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Deadline 

20 January 2012  

12:00 CET 

SCR - B2B- cell B5   

SCR - B2B- cell B6   

SCR - B2B- cell B8   

SCR - B2C – General  
  

SCR - B2C – Purpose 
  

SCR - B2C – Benefits 
  

SCR - B2C – Costs 
  

SCR - B2C – Groups 
  

SCR - B2C – Materiality 
  

SCR - B2C- Disclosure 
  

SCR - B2C – Frequency 
  

SCR - B2C- cell A1.1   

SCR - B2C- cell A1A.1   

SCR - B2C- cell B1.1   

SCR - B2C- cell A1.n   

SCR - B2C- cell A1A.n   

SCR - B2C- cell B1.n   

SCR - B2C- cell B3   

SCR - B2C- cell B5   

SCR - B2C- cell B6   

SCR - B2C- cell B7   

SCR - B2C- cell B7A   

SCR - B2C- cell B8A   

SCR - B2C- cell B8B   

SCR - B2C- cell B8C   
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Deadline 

20 January 2012  

12:00 CET 

SCR - B2C- cell B9   

SCR - B2C- cell B10   

SCR - B2C- cell B11   

SCR - B2C- cell B13   

SCR - B2C- cell B14   

SCR - B2C- cell B15   

SCR - B3A – General  
  

SCR - B3A – Purpose 
  

SCR - B3A – Benefits 
  

SCR - B3A – Costs 
  

SCR - B3A – Groups 
  

SCR - B3A – Materiality 
  

SCR - B3A - Disclosure 
  

SCR - B3A – Frequency 
  

SCR - B3A- cell CO   

SCR - B3A- cell D0   

SCR - B3A- cell A1   

SCR - B3A- cell A1A   

SCR - B3A- cell B1   

SCR - B3A- cell B1A   

SCR - B3A- cell C1   

SCR - B3A- cell B1B   

SCR - B3A- cell D1   

SCR - B3A- cell A2   

SCR - B3A- cell A2A   
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SCR - B3A- cell B2   

SCR - B3A- cell B2A   

SCR - B3A- cell C2   

SCR - B3A- cell B2B   

SCR - B3A- cell D2   

SCR - B3A- cell C3   

SCR - B3A- cell D3   

SCR - B3A- cell A4   

SCR - B3A- cell A4A   

SCR - B3A- cell B4   

SCR - B3A- cell B4A   

SCR - B3A- cell C4   

SCR - B3A- cell B4B   

SCR - B3A- cell D4   

SCR - B3A- cell A5   

SCR - B3A- cell B5   

SCR - B3A- cell A6   

SCR - B3A- cell B6   

SCR - B3A- cell A7   

SCR - B3A- cell B7   

SCR - B3A- cell A8 The definition section of the log file should read A8= A9+A10+ A11 rather than ‘A7’  

SCR - B3A- cell A8A   

SCR - B3A- cell B8 The definition section of the log file should should read B8= B9+B10+ B11 rather than ‘B7’  

SCR - B3A- cell B8A 

This comment corresponds to «SCR – B3A cell C8 » (the cell is missing from this template) : The 
formula in the definition section of the log file should end in ‘B8A’ rather than ‘B84’ 

 

SCR - B3A- cell B8B   

SCR - B3A- cell D8   
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SCR - B3A- cell A9   

SCR - B3A- cell B9   

SCR - B3A- cell A10   

SCR - B3A- cell B10   

SCR - B3A- cell A11   

SCR - B3A- cell B11   

SCR - B3A- cell A12   

SCR - B3A- cell A12A   

SCR - B3A- cell B12   

SCR - B3A- cell B12A   

SCR - B3A- cell C12   

SCR - B3A- cell B12B   

SCR - B3A- cell D12   

SCR - B3A- cell C13   

SCR - B3A- cell D13   

SCR - B3A- cell A14   

SCR - B3A- cell A14A   

SCR - B3A- cell B14   

SCR - B3A- cell B14A   

SCR - B3A- cell C14   

SCR - B3A- cell B14B   

SCR - B3A- cell D14   

SCR - B3A- cell C15   

SCR - B3A- cell D15   

SCR - B3A- cell A16   

SCR - B3A- cell A16A   
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SCR - B3A- cell B16   

SCR - B3A- cell B16A   

SCR - B3A- cell C16   

SCR - B3A- cell B16B   

SCR - B3A- cell D16   

SCR - B3A- cell A17   

SCR - B3A- cell A17A   

SCR - B3A- cell B17   

SCR - B3A- cell B17A   

SCR - B3A- cell C17   

SCR - B3A- cell B17B   

SCR - B3A- cell D17   

SCR - B3A- cell A18   

SCR - B3A- cell A18A   

SCR - B3A- cell B18   

SCR - B3A- cell B18A   

SCR - B3A- cell C18   

SCR - B3A- cell B18B   

SCR - B3A- cell D18   

SCR - B3A- cell A19   

SCR - B3A- cell A19A   

SCR - B3A- cell C19   

SCR - B3A- cell D19   

SCR - B3A- cell A20   

SCR - B3A- cell A20A   

SCR - B3A- cell C20   



Template comments 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3A- cell D20   

SCR - B3A- cell A21   

SCR - B3A- cell A21A   

SCR - B3A- cell B21   

SCR - B3A- cell B21A   

SCR - B3A- cell C21   

SCR - B3A- cell B21B   

SCR - B3A- cell D21   

SCR - B3A- cell C22   

SCR - B3A- cell D22   

SCR - B3A- cell C23 

The log file should specify the formula for the derivation of this cell from other components are in 
templateSCR – B3A 

 

SCR - B3A- cell D23 

The log file should specify the formula for the derivation of this cell from other components are in 
templateSCR – B3A 

 

SCR - B3B – General  
  

SCR - B3B – Purpose 
  

SCR - B3B – Benefits 
  

SCR - B3B – Costs 
  

SCR - B3B – Groups 
  

SCR - B3B – Materiality 
  

SCR - B3B - Disclosure 
  

SCR - B3B – Frequency 
  

SCR - B3B- cell A0   

SCR - B3B- cell B0   

SCR - B3B- cell A1   



Template comments 
44/122 

 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3B- cell A1A   

SCR - B3B- cell A2   

SCR - B3B- cell A3   

SCR - B3B- cell A4   

SCR - B3B- cell B6   

SCR - B3B- cell A7   

SCR - B3B- cell A8   

SCR - B3B- cell A9 

The log file should specify the formula for the derivation of this cell from other components are in 
templateSCR – B3B 

 

SCR - B3B- cell B9 

The log file should specify the formula for the derivation of this cell from other components are in 
templateSCR – B3B 

 

SCR - B3C – General  
  

SCR - B3C – Purpose 
  

SCR - B3C – Benefits 
  

SCR - B3C – Costs 
  

SCR - B3C – Groups 
  

SCR - B3C – Materiality 
  

SCR - B3C - Disclosure 
  

SCR - B3C – Frequency 
  

SCR - B3C- cell A1   

SCR - B3C- cell A1A   

SCR - B3C- cell B1   

SCR - B3C- cell B1A   

SCR - B3C- cell C1   

SCR - B3C- cell B1B   



Template comments 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3C- cell D1   

SCR - B3C- cell A2   

SCR - B3C- cell A2A   

SCR - B3C- cell B2   

SCR - B3C- cell B2A   

SCR - B3C- cell C2   

SCR - B3C- cell B2B   

SCR - B3C- cell D2   

SCR - B3C- cell A3   

SCR - B3C- cell A3A   

SCR - B3C- cell B3   

SCR - B3C- cell B3A   

SCR - B3C- cell C3   

SCR - B3C- cell B3B   

SCR - B3C- cell D3   

SCR - B3C- cell C04   

SCR - B3C- cell D04   

SCR - B3C- cell A4   

SCR - B3C- cell A4A   

SCR - B3C- cell B4   

SCR - B3C- cell B4A   

SCR - B3C- cell C4   

SCR - B3C- cell B4B   

SCR - B3C- cell D4   

SCR - B3C- cell A5   

SCR - B3C- cell A5A   



Template comments 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3C- cell B5   

SCR - B3C- cell B5A   

SCR - B3C- cell C5   

SCR - B3C- cell B5B   

SCR - B3C- cell D5   

SCR - B3C- cell A6   

SCR - B3C- cell A6A   

SCR - B3C- cell B6   

SCR - B3C- cell B6A   

SCR - B3C- cell C6   

SCR - B3C- cell B6B   

SCR - B3C- cell D6   

SCR - B3C- cell A7   

SCR - B3C- cell A7A   

SCR - B3C- cell B7   

SCR - B3C- cell B7A   

SCR - B3C- cell C7 Typo in cell number in log file should read C7 rather than C77  

SCR - B3C- cell B7B   

SCR - B3C- cell D7   

SCR - B3C- cell A8   

SCR - B3C- cell A8A   

SCR - B3C- cell B8   

SCR - B3C- cell B8A   

SCR - B3C- cell C8   

SCR - B3C- cell B8B   

SCR - B3C- cell D8   



Template comments 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3C- cell A9   

SCR - B3C- cell A9A   

SCR - B3C- cell B9   

SCR - B3C- cell B9A   

SCR - B3C- cell C9   

SCR - B3C- cell B9B   

SCR - B3C- cell D9   

SCR - B3C- cell C10   

SCR - B3C- cell D10   

SCR - B3C- cell C11 

The log file should specify the formula for the derivation of this cell from other components are in 
templateSCR – B3C 

 

SCR - B3C- cell D11 

The log file should specify the formula for the derivation of this cell from other components are in 
templateSCR – B3C 

 

SCR - B3C- cell A12   

SCR - B3D – General  
  

SCR - B3D – Purpose 
  

SCR - B3D – Benefits 
  

SCR - B3D – Costs 
  

SCR - B3D – Groups 
  

SCR - B3D – Materiality 
  

SCR - B3D - Disclosure 
  

SCR - B3D – Frequency 
  

SCR - B3D- cell A12   

SCR - B3D- cell A12A   

SCR - B3D- cell B12   



Template comments 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3D- cell C12   

SCR - B3D- cell D12   

SCR - B3D- cell E12   

SCR - B3D- cell F12   

SCR - B3D- cell A13   

SCR - B3D- cell A13A   

SCR - B3D- cell B13   

SCR - B3D- cell C13   

SCR - B3D- cell D13   

SCR - B3D- cell E13   

SCR - B3D- cell F13   

SCR - B3D- cell A14   

SCR - B3D- cell A14A   

SCR - B3D- cell B14   

SCR - B3D- cell C14   

SCR - B3D- cell D14   

SCR - B3D- cell E14   

SCR - B3D- cell F14   

SCR - B3D- cell A15 

This should read non proportional health reinsurance rather than insurance on both the face of 
the form and in the log file. 

 

SCR - B3D- cell A15A   

SCR - B3D- cell B15   

SCR - B3D- cell C15   

SCR - B3D- cell D15   

SCR - B3D- cell E15   

SCR - B3D- cell F15   

SCR - B3D- cell A16   



Template comments 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3D- cell A17   

SCR - B3D- cell A18   

SCR - B3D- cell A18A   

SCR - B3D- cell B18   

SCR - B3D- cell B18A   

SCR - B3D- cell C18   

SCR - B3D- cell A19   

SCR - B3D- cell A20   

SCR - B3D- cell A21   

SCR - B3D- cell A22   

SCR - B3D- cell A23   

SCR - B3D- cell A24   

SCR - B3D- cell A25   

SCR - B3D- cell A26   

SCR - B3D- cell A27 

A formula for the calculation of this cells from other entries in SCR – B3D should be specified in 
the log file 

 

SCR - B3E – General  
  

SCR - B3E – Purpose 
  

SCR - B3E – Benefits 
  

SCR - B3E – Costs 
  

SCR - B3E – Groups 
  

SCR - B3E – Materiality 
  

SCR - B3E - Disclosure 
  

SCR - B3E – Frequency 
  

SCR - B3E- cell A1   



Template comments 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3E- cell A1A   

SCR - B3E- cell B1   

SCR - B3E- cell C1   

SCR - B3E- cell D1   

SCR - B3E- cell E1   

SCR - B3E- cell F1   

SCR - B3E- cell A2   

SCR - B3E- cell A2A   

SCR - B3E- cell B2   

SCR - B3E- cell C2   

SCR - B3E- cell D2   

SCR - B3E- cell E2   

SCR - B3E- cell F2   

SCR - B3E- cell A3   

SCR - B3E- cell A3A   

SCR - B3E- cell B3   

SCR - B3E- cell C3   

SCR - B3E- cell D3   

SCR - B3E- cell E3   

SCR - B3E- cell F3   

SCR - B3E- cell A4   

SCR - B3E- cell A4A   

SCR - B3E- cell B4   

SCR - B3E- cell C4   

SCR - B3E- cell D4   

SCR - B3E- cell E4   



Template comments 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3E- cell F4   

SCR - B3E- cell A5   

SCR - B3E- cell A5A   

SCR - B3E- cell B5   

SCR - B3E- cell C5   

SCR - B3E- cell D5   

SCR - B3E- cell E5   

SCR - B3E- cell F5   

SCR - B3E- cell A6   

SCR - B3E- cell A6A   

SCR - B3E- cell B6   

SCR - B3E- cell C6   

SCR - B3E- cell D6   

SCR - B3E- cell E6   

SCR - B3E- cell F6   

SCR - B3E- cell A7   

SCR - B3E- cell A7A   

SCR - B3E- cell B7   

SCR - B3E- cell C7   

SCR - B3E- cell D7   

SCR - B3E- cell E7   

SCR - B3E- cell F7   

SCR - B3E- cell A8   

SCR - B3E- cell A8A   

SCR - B3E- cell B8   

SCR - B3E- cell C8   



Template comments 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3E- cell D8   

SCR - B3E- cell E8   

SCR - B3E- cell F8   

SCR - B3E- cell A9   

SCR - B3E- cell A9A   

SCR - B3E- cell B9   

SCR - B3E- cell C9   

SCR - B3E- cell D9   

SCR - B3E- cell E9   

SCR - B3E- cell F9   

SCR - B3E- cell A10   

SCR - B3E- cell A10A   

SCR - B3E- cell B10   

SCR - B3E- cell C10   

SCR - B3E- cell D10   

SCR - B3E- cell E10   

SCR - B3E- cell F10   

SCR - B3E- cell A11   

SCR - B3E- cell A11A   

SCR - B3E- cell B11   

SCR - B3E- cell C11   

SCR - B3E- cell D11   

SCR - B3E- cell E11   

SCR - B3E- cell F11   

SCR - B3E- cell A12   

SCR - B3E- cell A12A   



Template comments 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3E- cell B12   

SCR - B3E- cell C12   

SCR - B3E- cell D12   

SCR - B3E- cell E12   

SCR - B3E- cell F12   

SCR - B3E- cell A13   

SCR - B3E- cell A14   

SCR - B3E- cell A15   

SCR - B3E- cell A15A   

SCR - B3E- cell B15   

SCR - B3E- cell B15A   

SCR - B3E- cell C15   

SCR - B3E- cell A16 

The log file incorrectly sepcifies that this cell should agree with cell A41 of SCR-B3F which does not 
exist. The derivation should be clarified 

 

SCR - B3E- cell A17   

SCR - B3E- cell A18   

SCR - B3F – General  
  

SCR - B3F – Purpose 
  

SCR - B3F – Benefits 
  

SCR - B3F – Costs 
  

SCR - B3F – Groups 
  

SCR - B3F – Materiality 
  

SCR - B3F - Disclosure 
  

SCR - B3F – Frequency 
  

SCR - B3F- cell Summary   



Template comments 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

A1 

SCR - B3F- cell Summary 

C1 

  

SCR - B3F- cell Summary 

A9 

  

SCR - B3F- cell Summary 

C9 

  

SCR - B3F- cell Summary 

A17 

  

SCR - B3F- cell Summary 

C17 

  

SCR - B3F- cell Summary 

A26 

  

SCR - B3F- cell Summary 

C26 

  

SCR - B3F- cell Summary 

A27 

  

SCR - B3F- cell Summary 

C27 

  

SCR - B3F- cell Windstorm 

A1 

  

SCR - B3F- cell Windstorm 

B1 

  

SCR - B3F- cell Windstorm 

C1 

  

SCR - B3F- cell Windstorm 

E1 

  

SCR - B3F- cell Windstorm 

F1 

  

SCR - B3F- cell Windstorm 

G1 

  

SCR - B3F- cell Windstorm 

H1 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3F- cell Windstorm 

A2 

  

SCR - B3F- cell Windstorm 

B2 

  

SCR - B3F- cell Windstorm 

C2 

  

SCR - B3F- cell Windstorm 

E2 

  

SCR - B3F- cell Windstorm 

F2 

  

SCR - B3F- cell Windstorm 

G2 

  

SCR - B3F- cell Windstorm 

H2 

  

SCR - B3F- cell Windstorm 

A3 

  

SCR - B3F- cell Windstorm 

B3 

  

SCR - B3F- cell Windstorm 

C3 

  

SCR - B3F- cell Windstorm 

E3 

  

SCR - B3F- cell Windstorm 

F3 

  

SCR - B3F- cell Windstorm 

G3 

  

SCR - B3F- cell Windstorm 

H3 

  

SCR - B3F- cell Windstorm 

A20 

  

SCR - B3F- cell Windstorm 

B20 

  

SCR - B3F- cell Windstorm   



Template comments 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

C20 

SCR - B3F- cell Windstorm 

E20 

  

SCR - B3F- cell Windstorm 

F20 

  

SCR - B3F- cell Windstorm 

G20 

  

SCR - B3F- cell Windstorm 

H20 

  

SCR - B3F- cell Windstorm 

A22 

  

SCR - B3F- cell Windstorm 

F22 

  

SCR - B3F- cell Windstorm 

G22 

  

SCR - B3F- cell Windstorm 

H22 

  

SCR - B3F- cell Windstorm 

I22 

  

SCR - B3F- cell Windstorm 

F25 

  

SCR - B3F- cell Windstorm 

I25 

  

SCR - B3F- cell Earthquake 

A1 

  

SCR - B3F- cell Earthquake 

B1 

  

SCR - B3F- cell Earthquake 

C1 

  

SCR - B3F- cell Earthquake 

E1 

  

SCR - B3F- cell Earthquake 

F1 

  



Template comments 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3F- cell Earthquake 

G1 

  

SCR - B3F- cell Earthquake 

A2 

  

SCR - B3F- cell Earthquake 

B2 

  

SCR - B3F- cell Earthquake 

C2 

  

SCR - B3F- cell Earthquake 

E2 

  

SCR - B3F- cell Earthquake 

F2 

  

SCR - B3F- cell Earthquake 

G2 

  

SCR - B3F- cell Earthquake 

A3 

  

SCR - B3F- cell Earthquake 

B3 

  

SCR - B3F- cell Earthquake 

C3 

  

SCR - B3F- cell Earthquake 

E3 

  

SCR - B3F- cell Earthquake 

F3 

  

SCR - B3F- cell Earthquake 

G3 

  

SCR - B3F- cell Earthquake 

A20 

  

SCR - B3F- cell Earthquake 

B20 

  

SCR - B3F- cell Earthquake 

C20 

  

SCR - B3F- cell Earthquake   



Template comments 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

E20 

SCR - B3F- cell Earthquake 

F20 

  

SCR - B3F- cell Earthquake 

G20 

  

SCR - B3F- cell Earthquake 

A22 

  

SCR - B3F- cell Earthquake 

E22 

  

SCR - B3F- cell Earthquake 

F22 

  

SCR - B3F- cell Earthquake 

G22 

  

SCR - B3F- cell Earthquake 

H22 

  

SCR - B3F- cell Earthquake 

E25 

  

SCR - B3F- cell Earthquake 

H25 

  

SCR - B3F- cell Flood A1   

SCR - B3F- cell Flood B1   

SCR - B3F- cell Flood C1   

SCR - B3F- cell Flood E1   

SCR - B3F- cell Flood F1   

SCR - B3F- cell Flood G1   

SCR - B3F- cell Flood H1   

SCR - B3F- cell Flood A2   

SCR - B3F- cell Flood B2   

SCR - B3F- cell Flood C2   

SCR - B3F- cell Flood E2   
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3F- cell Flood F2   

SCR - B3F- cell Flood G2   

SCR - B3F- cell Flood H2   

SCR - B3F- cell Flood A3   

SCR - B3F- cell Flood B3   

SCR - B3F- cell Flood C3   

SCR - B3F- cell Flood E3   

SCR - B3F- cell Flood F3   

SCR - B3F- cell Flood G3   

SCR - B3F- cell Flood H3   

SCR - B3F- cell Flood A20   

SCR - B3F- cell Flood B20   

SCR - B3F- cell Flood C20   

SCR - B3F- cell Flood E20   

SCR - B3F- cell Flood F20   

SCR - B3F- cell Flood G20   

SCR - B3F- cell Flood H20   

SCR - B3F- cell Flood A22   

SCR - B3F- cell Flood F22   

SCR - B3F- cell Flood G22   

SCR - B3F- cell Flood H22   

SCR - B3F- cell Flood I22   

SCR - B3F- cell Flood F25   

SCR - B3F- cell Flood I25   

SCR - B3F- cell Hail A1   

SCR - B3F- cell Hail B1   
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3F- cell Hail C1   

SCR - B3F- cell Hail E1   

SCR - B3F- cell Hail F1   

SCR - B3F- cell Hail G1   

SCR - B3F- cell Hail H1   

SCR - B3F- cell Hail A2   

SCR - B3F- cell Hail B2   

SCR - B3F- cell Hail C2   

SCR - B3F- cell Hail E2   

SCR - B3F- cell Hail F2   

SCR - B3F- cell Hail G2   

SCR - B3F- cell Hail H2   

SCR - B3F- cell Hail A3   

SCR - B3F- cell Hail B3   

SCR - B3F- cell Hail C3   

SCR - B3F- cell Hail E3   

SCR - B3F- cell Hail F3   

SCR - B3F- cell Hail G3   

SCR - B3F- cell Hail H3   

SCR - B3F- cell Hail A20   

SCR - B3F- cell Hail B20   

SCR - B3F- cell Hail C20   

SCR - B3F- cell Hail E20   

SCR - B3F- cell Hail F20   

SCR - B3F- cell Hail G20   

SCR - B3F- cell Hail H20   
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

SCR - B3F- cell Hail A22   

SCR - B3F- cell Hail F22   

SCR - B3F- cell Hail G22   

SCR - B3F- cell Hail H22   

SCR - B3F- cell Hail I22   

SCR - B3F- cell Hail F25   

SCR - B3F- cell Hail I25   

SCR - B3F- cell Subsidence 

A1 

  

SCR - B3F- cell Subsidence 

B1 

  

SCR - B3F- cell Subsidence 

C1 

  

SCR - B3F- cell Subsidence 

F1 

  

SCR - B3F- cell Subsidence 

G1 

  

SCR - B3F- cell Subsidence 

H1 

  

SCR - B3F- cell Subsidence 

E3 

  

SCR - B3F- cell Subsidence 

H3 

  

SCR - B3F- cell Non-

proportional property 

reinsurance  A1 

  

SCR - B3F- cell Non-

proportional property 

reinsurance  B1 

  

SCR - B3F- cell Non-

proportional property 
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

reinsurance  C1 

SCR - B3F- cell Non-

proportional property 

reinsurance  D1 

  

SCR - B3F- cell Motor 

Vehicle Liability  A1 

  

SCR - B3F- cell Motor 

Vehicle Liability  A2 

  

SCR - B3F- cell Motor 

Vehicle Liability  A3 

  

SCR - B3F- cell Motor 

Vehicle Liability  A4 

  

SCR - B3F- cell Motor 

Vehicle Liability  A5 

  

SCR - B3F- cell Marine 

Tanker Collision  A1 

  

SCR - B3F- cell Marine 

Tanker Collision  B1 

  

SCR - B3F- cell Marine 

Tanker Collision  C1 

  

SCR - B3F- cell Marine 

Tanker Collision  A2 

  

SCR - B3F- cell Marine 

Tanker Collision  B2 

  

SCR - B3F- cell Marine 

Tanker Collision  C2 

  

SCR - B3F- cell Marine 

Tanker Collision  A3 

  

SCR - B3F- cell Marine 

Tanker Collision  B3 

  

SCR - B3F- cell Marine 

Tanker Collision  C3 

  

SCR - B3F- cell Marine   
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 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

Platform Explosion  A5 

SCR - B3F- cell Marine 

Platform Explosion  B5 

  

SCR - B3F- cell Marine 

Platform Explosion  C5 

  

SCR - B3F- cell Marine 

Platform Explosion D5 

  

SCR - B3F- cell Marine 

Platform Explosion  E5 

  

SCR - B3F- cell Marine 

Platform Explosion  A6 

  

SCR - B3F- cell Marine 

Platform Explosion  B6 

  

SCR - B3F- cell Marine 

Platform Explosion  C6 

  

SCR - B3F- cell Marine 

Platform Explosion  D6 

  

SCR - B3F- cell Marine 

Platform Explosion  E6 

  

SCR - B3F- cell Marine 

Platform Explosion  A7 

  

SCR - B3F- cell Marine 

Platform Explosion  B7 

  

SCR - B3F- cell Marine 

Platform Explosion  C7 

  

SCR - B3F- cell Marine 

Platform Explosion  D7 

  

SCR - B3F- cell Marine 

Platform Explosion  E7 

  

SCR - B3F- cell Marine C9   

SCR - B3F- cell Marine C11   

SCR - B3F- cell Aviation A1   
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SCR - B3F- cell Aviation B1   

SCR - B3F- cell Aviation A2   

SCR - B3F- cell Aviation B2   

SCR - B3F- cell Aviation A3   

SCR - B3F- cell Aviation B3   

SCR - B3F- cell Fire A1   

SCR - B3F- cell Fire A2   

SCR - B3F- cell Fire A3   

SCR - B3F- cell Liability A1   

SCR - B3F- cell Liability B1   

SCR - B3F- cell Liability C1   

SCR - B3F- cell Liability D1   

SCR - B3F- cell Liability E1   

SCR - B3F- cell Liability A2   

SCR - B3F- cell Liability B2   

SCR - B3F- cell Liability C2   

SCR - B3F- cell Liability D2   

SCR - B3F- cell Liability E2   

SCR - B3F- cell Liability A3   

SCR - B3F- cell Liability B3   

SCR - B3F- cell Liability C3   

SCR - B3F- cell Liability D3   

SCR - B3F- cell Liability E3   

SCR - B3F- cell Liability A4   

SCR - B3F- cell Liability B4   

SCR - B3F- cell Liability C4   
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SCR - B3F- cell Liability D4   

SCR - B3F- cell Liability E4   

SCR - B3F- cell Liability A1   

SCR - B3F- cell Liability A5   

SCR - B3F- cell Liability B5   

SCR - B3F- cell Liability C5   

SCR - B3F- cell Liability D5   

SCR - B3F- cell Liability E5   

SCR - B3F- cell Liability A6   

SCR - B3F- cell Liability B6   

SCR - B3F- cell Liability C6   

SCR - B3F- cell Liability D6   

SCR - B3F- cell Liability E6   

SCR - B3F- cell Liability A8   

SCR - B3F- cell Liability B8   

SCR - B3F- cell Liability C8   

SCR - B3F- cell Liability D8   

SCR - B3F- cell Liability E8   

SCR - B3F- cell Liability A9   

SCR - B3F- cell Liability B9   

SCR - B3F- cell Liability C9   

SCR - B3F- cell Liability D9   

SCR - B3F- cell Liability E9   

SCR - B3F- cell Liability A10   

SCR - B3F- cell Liability B10   

SCR - B3F- cell Liability C10   
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SCR - B3F- cell Liability 

D10 

  

SCR - B3F- cell Liability E10   

SCR - B3F- cell Liability A12   

SCR - B3F- cell Liability B12   

SCR - B3F- cell Liability C12   

SCR - B3F- cell Liability 

D12 

  

SCR - B3F- cell Liability E12   

SCR - B3F- cell Liability 

H12 

  

SCR - B3F- cell Liability A14   

SCR - B3F- cell Liability B14   

SCR - B3F- cell Liability C14   

SCR - B3F- cell Liability 

D14 

  

SCR - B3F- cell Liability E14   

SCR - B3F- cell Liability 

H14 

  

SCR - B3F- cell Credit & 

Suretyship Large Credit 

Default A1 

  

SCR - B3F- cell Credit & 

Suretyship Large Credit 

Default B1 

  

SCR - B3F- cell Credit & 

Suretyship Large Credit 

Default A2 

  

SCR - B3F- cell Credit & 

Suretyship Large Credit 

Default B2 
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SCR - B3F- cell Credit & 

Suretyship Large Credit 

Default A4 

  

SCR - B3F- cell Credit & 

Suretyship Large Credit 

Default B4 

  

SCR - B3F- cell Credit & 

Suretyship Large Credit 

Default A5 

  

SCR - B3F- cell Credit & 

Suretyship Large Credit 

Default B5 

  

SCR - B3F- cell Credit & 

Suretyship Recession Risk 

A7 

  

SCR - B3F- cell Credit & 

Suretyship Recession Risk 

A8 

  

SCR - B3F- cell Credit & 

Suretyship Recession Risk 

A9 

  

SCR - B3F- cell Credit & 

Suretyship Recession Risk 

A10 

  

SCR - B3F- cell Credit & 

Suretyship C12 

  

SCR - B3F- cell Credit & 

Suretyship C14 

  

SCR - B3F- cell Other non-

life catastrophe risk A1 

  

SCR - B3F- cell Other non-

life catastrophe risk B1 

  

SCR - B3F- cell Other non-   
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life catastrophe risk C1 

SCR - B3F- cell Other non-

life catastrophe risk D1 

  

SCR - B3F- cell Other non-

life catastrophe risk E1 

  

SCR - B3F- cell Other non-

life catastrophe risk A2 

  

SCR - B3F- cell Other non-

life catastrophe risk B2 

  

SCR - B3F- cell Other non-

life catastrophe risk C2 

  

SCR - B3F- cell Other non-

life catastrophe risk D2 

  

SCR - B3F- cell Other non-

life catastrophe risk E2 

  

SCR - B3F- cell Other non-

life catastrophe risk H2 

  

SCR - B3F- cell Other non-

life catastrophe risk A4 

  

SCR - B3F- cell Other non-

life catastrophe risk B4 

  

SCR - B3F- cell Other non-

life catastrophe risk C4 

  

SCR - B3F- cell Other non-

life catastrophe risk D4 

  

SCR - B3F- cell Other non-

life catastrophe risk E4 

  

SCR - B3F- cell Other non-

life catastrophe risk H4 

  

SCR - B3F- cell Mass 

Accident A1 

  

SCR - B3F- cell Mass 

Accident B1 
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SCR - B3F- cell Mass 

Accident C1 

  

SCR - B3F- cell Mass 

Accident D1 

  

SCR - B3F- cell Mass 

Accident E1 

  

SCR - B3F- cell Mass 

Accident F1 

  

SCR - B3F- cell Mass 

Accident G1 

  

SCR - B3F- cell Mass 

Accident H1 

  

SCR - B3F- cell Mass 

Accident I1 

  

SCR - B3F- cell Mass 

Accident J1 

  

SCR - B3F- cell Mass 

Accident K1 

  

SCR - B3F- cell Mass 

Accident L1 

  

SCR - B3F- cell Mass 

Accident M1 

  

SCR - B3F- cell Mass 

Accident A2 

  

SCR - B3F- cell Mass 

Accident B2 

  

SCR - B3F- cell Mass 

Accident C2 

  

SCR - B3F- cell Mass 

Accident D2 

  

SCR - B3F- cell Mass 

Accident E2 

  

SCR - B3F- cell Mass   
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Accident F2 

SCR - B3F- cell Mass 

Accident G2 

  

SCR - B3F- cell Mass 

Accident H2 

  

SCR - B3F- cell Mass 

Accident I2 

  

SCR - B3F- cell Mass 

Accident J2 

  

SCR - B3F- cell Mass 

Accident K2 

  

SCR - B3F- cell Mass 

Accident L2 

  

SCR - B3F- cell Mass 

Accident M2 

  

SCR - B3F- cell Mass 

Accident A3 

  

SCR - B3F- cell Mass 

Accident B3 

  

SCR - B3F- cell Mass 

Accident C3 

  

SCR - B3F- cell Mass 

Accident D3 

  

SCR - B3F- cell Mass 

Accident E3 

  

SCR - B3F- cell Mass 

Accident F3 

  

SCR - B3F- cell Mass 

Accident G3 

  

SCR - B3F- cell Mass 

Accident H3 

  

SCR - B3F- cell Mass 

Accident I3 
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SCR - B3F- cell Mass 

Accident J3 

  

SCR - B3F- cell Mass 

Accident K3 

  

SCR - B3F- cell Mass 

Accident L3 

  

SCR - B3F- cell Mass 

Accident M3 

  

SCR - B3F- cell Mass 

Accident A20 

  

SCR - B3F- cell Mass 

Accident B20 

  

SCR - B3F- cell Mass 

Accident C20 

  

SCR - B3F- cell Mass 

Accident D20 

  

SCR - B3F- cell Mass 

Accident E20 

  

SCR - B3F- cell Mass 

Accident F20 

  

SCR - B3F- cell Mass 

Accident G20 

  

SCR - B3F- cell Mass 

Accident H20 

  

SCR - B3F- cell Mass 

Accident I20 

  

SCR - B3F- cell Mass 

Accident J20 

  

SCR - B3F- cell Mass 

Accident K20 

  

SCR - B3F- cell Mass 

Accident L20 

  

SCR - B3F- cell Mass   



Template comments 
72/122 

 Comments Template on  

Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

Accident M20 

SCR - B3F- cell Mass 

Accident K22 

  

SCR - B3F- cell Mass 

Accident N22 

  

SCR - B3F- cell 

Concentration Accident A1 

  

SCR - B3F- cell 

Concentration Accident B1 

  

SCR - B3F- cell 

Concentration Accident C1 

  

SCR - B3F- cell 

Concentration Accident D1 

  

SCR - B3F- cell 

Concentration Accident E1 

  

SCR - B3F- cell 

Concentration Accident F1 

  

SCR - B3F- cell 

Concentration Accident G1 

  

SCR - B3F- cell 

Concentration Accident H1 

  

SCR - B3F- cell 

Concentration Accident I1 

  

SCR - B3F- cell 

Concentration Accident A2 

  

SCR - B3F- cell 

Concentration Accident B2 

  

SCR - B3F- cell 

Concentration Accident C2 

  

SCR - B3F- cell 

Concentration Accident D2 

  

SCR - B3F- cell 

Concentration Accident E2 
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SCR - B3F- cell 

Concentration Accident F2 

  

SCR - B3F- cell 

Concentration Accident G2 

  

SCR - B3F- cell 

Concentration Accident H2 

  

SCR - B3F- cell 

Concentration Accident I2 

  

SCR - B3F- cell 

Concentration Accident A3 

  

SCR - B3F- cell 

Concentration Accident B3 

  

SCR - B3F- cell 

Concentration Accident C3 

  

SCR - B3F- cell 

Concentration Accident D3 

  

SCR - B3F- cell 

Concentration Accident E3 

  

SCR - B3F- cell 

Concentration Accident F3 

  

SCR - B3F- cell 

Concentration Accident G3 

  

SCR - B3F- cell 

Concentration Accident H3 

  

SCR - B3F- cell 

Concentration Accident I3 

  

SCR - B3F- cell 

Concentration Accident A20 

  

SCR - B3F- cell 

Concentration Accident B20 

  

SCR - B3F- cell 

Concentration Accident C20 

  

SCR - B3F- cell   
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Concentration Accident D20 

SCR - B3F- cell 

Concentration Accident E20 

  

SCR - B3F- cell 

Concentration Accident F20 

  

SCR - B3F- cell  

Concentration Accident G20 

  

SCR - B3F- cell 

Concentration Accident H20 

  

SCR - B3F- cell 

Concentration Accident I20 

  

SCR - B3F- cell 

Concentration Accident G22 

  

SCR - B3F- cell 

Concentration Accident J22 

  

SCR - B3F- cell Pandemic 

A1 

  

SCR - B3F- cell Pandemic 

B1 

  

SCR - B3F- cell Pandemic 

C1 

  

SCR - B3F- cell Pandemic 

D1 

  

SCR - B3F- cell Pandemic 

E1 

  

SCR - B3F- cell Pandemic 

F1 

  

SCR - B3F- cell Pandemic 

A2 

  

SCR - B3F- cell Pandemic 

B2 

  

SCR - B3F- cell Pandemic 

C2 
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SCR - B3F- cell Pandemic 

D2 

  

SCR - B3F- cell Pandemic 

E2 

  

SCR - B3F- cell Pandemic 

F2 

  

SCR - B3F- cell Pandemic 

A3 

  

SCR - B3F- cell Pandemic 

B3 

  

SCR - B3F- cell Pandemic 

C3 

  

SCR - B3F- cell Pandemic 

D3 

  

SCR - B3F- cell Pandemic 

E3 

  

SCR - B3F- cell Pandemic 

F2 

  

SCR - B3F- cell Pandemic 

A20 

  

SCR - B3F- cell Pandemic 

B20 

  

SCR - B3F- cell Pandemic 

C20 

  

SCR - B3F- cell Pandemic 

D20 

  

SCR - B3F- cell Pandemic 

E20 

  

SCR - B3F- cell Pandemic 

F20 

  

SCR - B3F- cell Pandemic 

F21 

  

SCR - B3F- cell Pandemic   
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D22 

SCR - B3F- cell Pandemic 

G22 

  

SCR - B3G – General  
  

SCR - B3G – Purpose 
  

SCR - B3G – Benefits 
  

SCR - B3G – Costs 
  

SCR - B3G – Groups 
  

SCR - B3G – Materiality 
  

SCR - B3G - Disclosure 
  

SCR - B3G – Frequency 
  

SCR - B3G- cell A1   

SCR - B3G- cell A2   

SCR - B3G- cell A3   

SCR - B3G- cell A4   

SCR - B3G- cell A5   

SCR - B3G- cell A6   

SCR - B3G- cell A7   

SCR - B3G- cell A8   

SCR - B3G- cell A9   

SCR - B3G- cell A10   

SCR - B3G- cell A11   

SCR - B3G- cell A12   

SCR - B3G- cell A13   

SCR - B3G- cell A14   
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SCR - B3G- cell A15   

SCR - B3G- cell A16   

MCR - B4A & B4B – General  
  

MCR - B4A & B4B – Purpose 
  

MCR - B4A & B4B – Benefits 
  

MCR - B4A & B4B – Costs 
  

MCR - B4A & B4B – Groups 
  

MCR - B4A & B4B – 

Materiality 

  

MCR - B4A & B4B - 

Disclosure 

  

MCR - B4A & B4B  – 

Frequency 

  

MCR - B4A- cell A1   

MCR - B4A- cell B2   

MCR - B4A- cell C2   

MCR - B4A- cell B3   

MCR - B4A- cell C3   

MCR - B4A- cell B4   

MCR - B4A- cell C4   

MCR - B4A- cell B5   

MCR - B4A- cell C5   

MCR - B4A- cell B6   

MCR - B4A- cell C6   

MCR - B4A- cell B7   
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MCR - B4A- cell C7   

MCR - B4A- cell B8   

MCR - B4A- cell C8   

MCR - B4A- cell B9   

MCR - B4A- cell C9   

MCR - B4A- cell B10   

MCR - B4A- cell C10   

MCR - B4A- cell B11   

MCR - B4A- cell C11   

MCR - B4A- cell B12   

MCR - B4A- cell C12   

MCR - B4A- cell B13   

MCR - B4A- cell C13   

MCR - B4A- cell B14   

MCR - B4A- cell C14   

MCR - B4A- cell B15   

MCR - B4A- cell C15   

MCR - B4A- cell B16   

MCR - B4A- cell C16   

MCR - B4A- cell B17   

MCR - B4A- cell C17   

MCR - B4A- cell A18   

MCR - B4A- cell B19   

MCR - B4A- cell B20   

MCR - B4A- cell B21   

MCR - B4A- cell B22   
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MCR - B4A- cell C23   

MCR - B4A- cell A24   

MCR - B4A- cell A25   

MCR - B4A- cell A26   

MCR - B4A- cell A27   

MCR - B4A- cell A28   

MCR - B4A- cell A29   

MCR - B4A- cell A30   

MCR - B4A- cell A31   

MCR - B4B- cell B1   

MCR - B4B- cell C1   

MCR - B4B- cell D2   

MCR - B4B- cell E2   

MCR - B4B- cell F2   

MCR - B4B- cell G2   

MCR - B4B- cell D3   

MCR - B4B- cell E3   

MCR - B4B- cell F3   

MCR - B4B- cell G3   

MCR - B4B- cell D4   

MCR - B4B- cell E4   

MCR - B4B- cell F4   

MCR - B4B- cell G4   

MCR - B4B- cell D5   

MCR - B4B- cell E5   

MCR - B4B- cell F5   
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MCR - B4B- cell G5   

MCR - B4B- cell D6   

MCR - B4B- cell E6   

MCR - B4B- cell F6   

MCR - B4B- cell G6   

MCR - B4B- cell D7   

MCR - B4B- cell E7   

MCR - B4B- cell F7   

MCR - B4B- cell G7   

MCR - B4B- cell D8   

MCR - B4B- cell E8   

MCR - B4B- cell F8   

MCR - B4B- cell G8   

MCR - B4B- cell D9   

MCR - B4B- cell E9   

MCR - B4B- cell F9   

MCR - B4B- cell G9   

MCR - B4B- cell D10   

MCR - B4B- cell E10   

MCR - B4B- cell F10   

MCR - B4B- cell G10   

MCR - B4B- cell D11   

MCR - B4B- cell E11   

MCR - B4B- cell F11   

MCR - B4B- cell G11   

MCR - B4B- cell D12   
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MCR - B4B- cell E12   

MCR - B4B- cell F12   

MCR - B4B- cell G12   

MCR - B4B- cell D13   

MCR - B4B- cell E13   

MCR - B4B- cell F13   

MCR - B4B- cell G13   

MCR - B4B- cell D14   

MCR - B4B- cell E14   

MCR - B4B- cell F14   

MCR - B4B- cell G14   

MCR - B4B- cell D15   

MCR - B4B- cell E15   

MCR - B4B- cell F15   

MCR - B4B- cell G15   

MCR - B4B- cell D16   

MCR - B4B- cell E16   

MCR - B4B- cell F16   

MCR - B4B- cell G16   

MCR - B4B- cell D17   

MCR - B4B- cell E17   

MCR - B4B- cell F17   

MCR - B4B- cell G17   

MCR - B4B- cell B18   

MCR - B4B- cell C18   

MCR - B4B- cell D19   
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MCR - B4B- cell F19   

MCR - B4B- cell D20   

MCR - B4B- cell F20   

MCR - B4B- cell D21   

MCR - B4B- cell F21   

MCR - B4B- cell D22   

MCR - B4B- cell F22   

MCR - B4B- cell E23   

MCR - B4B- cell G23   

MCR - B4B- cell A24   

MCR - B4B- cell A25   

MCR - B4B- cell A26   

MCR - B4B- cell A27   

MCR - B4B- cell A28   

MCR - B4B- cell A29   

MCR - B4B- cell A30   

MCR - B4B- cell A31   

MCR - B4B- cell B32   

MCR - B4B- cell C32   

MCR - B4B- cell B33   

MCR - B4B- cell C33   

MCR - B4B- cell B34   

MCR - B4B- cell C34   

MCR - B4B- cell B35   

MCR - B4B- cell C35   

MCR - B4B- cell B36   
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MCR - B4B- cell C36   

MCR - B4B- cell B37   

MCR - B4B- cell C37   

MCR - B4B- cell B38   

MCR - B4B- cell C38   

MCR - B4B- cell B39   

MCR - B4B- cell C39   

Assets - D1- General  
  

Assets - D1- Purpose 
  

Assets - D1- Benefits 
  

Assets - D1- Costs 
  

Assets - D1- Groups 
  

Assets - D1- Materiality 
It is stated that there are possible exemptions based on achieving specified levels of coverage at 
national and European levels. Any materiality exemptions should be defined in a way that can be 
applied by individual firms (i.e. by reference to the insurers own business and independent of the 
application of the exemption to other insurers). 

 

Assets - D1- Disclosure 
  

Assets - D1- Frequency 
  

Assets – D1 – Quarterly 

Exemption 

  

Assets - D1- cell A1   

Assets - D1- cell A2   

Assets - D1- cell A3   

Assets - D1- cell A4   

Assets - D1- cell A5   
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Assets - D1- cell A6   

Assets - D1- cell A7   

Assets - D1- cell A8   

Assets - D1- cell A9   

Assets - D1- cell A10 

It is not clear what the log instruction intends when saying: « This probably will take the form of a 
standard code ». This should be clarified 

 

Assets - D1- cell A11   

Assets - D1- cell A12   

Assets - D1- cell A13   

Assets - D1- cell A15   

Assets - D1- cell A16   

Assets - D1- cell A17   

Assets - D1- cell A18   

Assets - D1- cell A19   

Assets - D1- cell A20 

Residual modified duration’  should be defined. Guidance should be given as to how duration 
should be calculated. 

 

Assets - D1- cell A22   

Assets - D1- cell A23 

In the LOG General Comment section it states « All values are reported in the country’s reporting 
currency. » However, the log for cell A23 indicates the amount is to be shown in Euros. Please 
clarify what is the required reporting currency.  
 

 

Assets - D1- cell A24   

Assets - D1- cell A25   

Assets - D1- cell A26   

Assets - D1- cell A28   

Assets - D1- cell A30   

Assets - D1Q- General  
For comments on Cells A1 to A30 see comments on Assets – D1 template above. 
For other cells refer to comments on template BS-C1 
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Deadline 

20 January 2012  

12:00 CET 

Assets - D1Q- Purpose 
  

Assets - D1Q- Benefits 
  

Assets - D1Q- Costs 
  

Assets - D1Q- Groups 
  

Assets - D1Q- Materiality 
See comments on Assets - D1- Materiality  

Assets - D1Q- Disclosure 
  

Assets - D1Q- Frequency 
  

Assets - D1Q- cell A1 (list)   

Assets - D1Q- cell A2 (list)   

Assets - D1Q- cell A3 (list)   

Assets - D1Q- cell A4 (list)   

Assets - D1Q- cell A5 (list)   

Assets - D1Q- cell A6 (list)   

Assets - D1Q- cell A7 (list)   

Assets - D1Q- cell A8 (list)   

Assets - D1Q- cell A9 (list)   

Assets - D1Q- cell A10 (list)   

Assets - D1Q- cell A12 (list)   

Assets - D1Q- cell A13 (list)   

Assets - D1Q- cell A14 (list)   

Assets - D1Q- cell A15 (list)   

Assets - D1Q- cell A16 (list)   

Assets - D1Q- cell A17 (list)   

Assets - D1Q- cell A18 (list)   

Assets - D1Q- cell A20 (list)   
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Deadline 

20 January 2012  

12:00 CET 

Assets - D1Q- cell A22 (list)   

Assets - D1Q- cell A24 (list)   

Assets - D1Q- cell A25 (list)   

Assets - D1Q- cell A28 (list)   

Assets - D1Q- cell A30 (list)   

Assets - D1Q- cell A3   

Assets - D1Q- cell A5   

Assets - D1Q- cell A6   

Assets - D1Q- cell A7   

Assets - D1Q- cell A7A   

Assets - D1Q- cell A8   

Assets - D1Q- cell A8A   

Assets - D1Q- cell A8C   

Assets - D1Q- cell A8D   

Assets - D1Q- cell A9A   

Assets - D1Q- cell A9B   

Assets - D1Q- cell A9C   

Assets - D1Q- cell A9D   

Assets - D1Q- cell A9E   

Assets - D1Q- cell A9F   

Assets - D1Q- cell A10A   

Assets - D1Q- cell A10B   

Assets - D1Q- cell A14   

Assets - D1Q- cell A11   

Assets - D1Q- cell A12   

Assets - D1Q- cell A13   
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Assets - D1Q- cell A27   

Assets - D1Q- cell L16   

Assets - D1S- General  
  

Assets - D1S- Purpose 
  

Assets - D1S- Benefits 
  

Assets - D1S- Costs 
  

Assets - D1S- Groups 
  

Assets - D1S- Materiality 
  

Assets - D1S- Disclosure 
  

Assets - D1S- Frequency 
  

Assets - D1S- cell A1   

Assets - D1S- cell A2   

Assets - D1S- cell A3   

Assets - D1S- cell A4   

Assets - D1S- cell A5   

Assets - D1S- cell A6   

Assets - D1S- cell A7   

Assets - D1S- cell A8   

Assets - D1S- cell A9   

Assets - D1S- cell A10   

Assets - D1S- cell A12   

Assets - D1S- cell A13   

Assets - D1S- cell A14   

Assets - D1S- cell A15   

Assets – D2O- General  
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Assets – D2O- Purpose 
  

Assets – D2O- Benefits 
  

Assets – D2O- Costs 
  

Assets – D2O- Groups 
  

Assets – D2O- Materiality 
See comments on Assets - D1- Materiality  

Assets – D2O- Disclosure 
  

Assets – D2O- Frequency 
  

Assets – D2O – Quarterly 

Exemption 

  

Assets - D2O- cell A1   

Assets - D2O- cell A2   

Assets - D2O- cell A3   

Assets - D2O- cell A4   

Assets - D2O- cell A5   

Assets - D2O- cell A6   

Assets - D2O- cell A7   

Assets - D2O- cell A8   

Assets - D2O- cell A9 

Should the cell be left blank in the case of more than one asset or liability underlying the 
derivative ? The log file should clarify this. 

 

Assets - D2O- cell A10   

Assets - D2O- cell A11   

Assets - D2O- cell A13   

Assets - D2O- cell A14   

Assets - D2O- cell A15 

Guidance should be provided on the calculation of the notional amount for different type of 
derivatives. There is a risk that  inconsistencies in application might develop without more 
prescriptive guidance. 
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Assets - D2O- cell A16   

Assets - D2O- cell A17   

Assets - D2O- cell A19   

Assets - D2O- cell A20 

Contract dimension: Similar comment as in A15 – more specific guidance is needed to ensure 
consistency of reporting. Also, it seems odd that this field can be number of contracts (in the case 
of equity futures) but also an amount underlying the contract in case of bond futures. Is this the 
intention ? 

 

Assets - D2O- cell A21 

Trigger value: The Log states «In the case of more than one trigger over time, report the trigger 
that referring to the reporting period » This is not fully clear and should be clarified. 

 

Assets - D2O- cell A22   

Assets - D2O- cell A23   

Assets - D2O- cell A24   

Assets - D2O- cell A25   

Assets - D2O- cell A26   

Assets - D2O- cell A27   

Assets - D2O- cell A28   

Assets - D2O- cell A29   

Assets - D2O- cell A31   

Assets - D2O- cell A32   

Assets - D2O- cell A33   

Assets - D2O- cell A34   

Assets - D2O- cell A35   

Assets - D2T- General  
  

Assets - D2T- Purpose 
  

Assets - D2T- Benefits 
  

Assets - D2T- Costs 
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Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

Assets - D2T- Groups 
  

Assets - D2T- Materiality 
See comments on Assets - D1- Materiality  

Assets - D2T- Disclosure 
  

Assets - D2T- Frequency 
  

Assets – D2T– Quarterly 

Exemption 

  

Assets - D2T- cell A1   

Assets - D2T- cell A2   

Assets - D2T- cell A3   

Assets - D2T- cell A4   

Assets - D2T- cell A5   

Assets - D2T- cell A6   

Assets - D2T- cell A7   

Assets - D2T- cell A8   

Assets - D2T- cell A9   

Assets - D2T- cell A10   

Assets - D2T- cell A11   

Assets - D2T- cell A13   

Assets - D2T- cell A14   

Assets - D2T- cell A15 

Notional amount: Guidance should be provided on the calculation of the notional amount for 
different type of derivatives. There is a risk that  inconsistencies in application might develop 
without more prescriptive guidance. Please specify at which date the notional amount is to be 
calculated since this form includes derivatives closed before the reporting date. 

 

Assets - D2T- cell A16   

Assets - D2T- cell A17   

Assets - D2T- cell A18   
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Deadline 
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Assets - D2T- cell A19   

Assets - D2T- cell A20 

Contract dimension: Similar comment as in A15 – more specific guidance is needed to ensure 
consistency of reporting. Also, it seems odd that this field can be number of contracts (in the case 
of equity futures) but also an amount underlying the contract in case of bond futures. Is this the 
intention? 

 

Assets - D2T- cell A21   

Assets - D2T- cell A22   

Assets - D2T- cell A23   

Assets - D2T- cell A24   

Assets - D2T- cell A25   

Assets - D2T- cell A26   

Assets - D2T- cell A27   

Assets - D2T- cell A28   

Assets - D2T- cell A30   

Assets - D2T- cell A31   

Assets - D2T- cell A32   

Assets - D2T- cell A34   

Assets - D2T- cell A35   

Assets – D3- General  
The basis of reporting of dividends, interest and rent on this form seems to be cash rather than 
accrual. It would be helpful to clarify the basis of preparation.   

In which currency should the returns be reported? Euros or the reporting currency of the 
insurer? 

 

Assets – D3- Purpose 
  

Assets – D3- Benefits 
  

Assets – D3- Costs 
  

Assets – D3- Groups 
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Draft proposal for Quantitative Reporting Templates 

Deadline 

20 January 2012  

12:00 CET 

Assets – D3- Materiality 
  

Assets – D3- Disclosure 
  

Assets – D3- Frequency 
  

Assets - D3- cell A1   

Assets - D3- cell A3   

Assets - D3- cell A4   

Assets - D3- cell A6   

Assets - D3- cell A7   

Assets - D3- cell A8   

Assets - D3- cell A15   

Assets – D4- General  
  

Assets – D4- Purpose 
  

Assets – D4- Benefits 
  

Assets – D4- Costs 
  

Assets – D4- Groups 
  

Assets – D4- Materiality 
A materiality threshold is specified for exemption for quarterly reporting but it is stated that this 
can be overriden due to the nature and complexity of the risk profile of the insurer. More details 
will be given at level 3. 
 
Preparers need clarity as to the scope of the reporting to which they will be subject therefore 
defined criteria should be set out in the technical standards which stipulate the QRTs. It is not 
appropriate for matters such as de minimims limits to be left to Level 3 guidance. 
 

 

Assets – D4- Disclosure 
  

Assets – D4- Frequency 
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Deadline 
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Assets – D4 – Quarterly 

Exemption 

  

Assets - D4- cell A1   

Assets - D4- cell A2   

Assets - D4- cell A3   

Assets - D4- cell A4   

Assets - D4- cell A5   

Assets - D4- cell A6   

Assets - D4- cell A7 Total amount: in which currency should this be reported?  

Assets - D4- cell A8   

Assets – D5- General  
  

Assets – D5- Purpose 
  

Assets – D5- Benefits 
  

Assets – D5- Costs 
  

Assets – D5- Groups 
  

Assets – D5- Materiality 
  

Assets – D5- Disclosure 
  

Assets – D5- Frequency 
  

Assets - D5- cell A1   

Assets - D5- cell A2   

Assets - D5- cell A3   

Assets - D5- cell A4   

Assets - D5- cell A5   

Assets - D5- cell A6   

Assets - D5- cell A7   
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Deadline 
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Assets - D5- cell A8   

Assets - D5- cell A9   

Assets - D5- cell A10   

Assets - D5- cell A11   

Assets - D5- cell A12   

Assets - D5- cell A13   

Assets - D5- cell A14 In which currency is the value required to be reported?  

Assets – D6- General  
The log states « All values are reported in the country’s reporting currency » Should this read ‘the 
insurer’s reporting currency’? 

 

Assets – D6- Purpose 
  

Assets – D6- Benefits 
  

Assets – D6- Costs 
  

Assets – D6- Groups 
  

Assets – D6- Materiality 
  

Assets – D6- Disclosure 
  

Assets – D6- Frequency 
  

Assets - D6- cell A2   

Assets - D6- cell A3   

Assets - D6- cell A4   

Assets - D6- cell A5   

Assets - D6- cell A6   

Assets - D6- cell A7   

Assets - D6- cell A8   

Assets - D6- cell A9   

Assets - D6- cell A10   
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Assets - D6- cell A12   

Assets - D6- cell A19   

Assets - D6- cell A20 

In which currency should this amount be reported? The log for this cell implies it is Euros but the 
General comment mentions reporting currency. Please clarify. 

 

Assets - D6- cell A21   

Assets - D6- cell A22   

Assets - D6- cell A24   

Assets - D6- cell A25   

Assets - D6- cell A26   

Assets - D6- cell A27   

Assets - D6- cell A28   

TP - F1 & F1Q- General  
This template should be updated once the Level 2 measures are clear to reflect the 

Counter-Cyclical Premium and Matching Premium. 

 

TP - F1 & F1Q - Purpose 
  

TP - F1 & F1Q - Benefits 
  

TP - F1 & F1Q - Costs 
  

TP - F1 & F1Q - Groups 
  

TP - F1 & F1Q - Materiality 
  

TP - F1 & F1Q - Disclosure 
  

TP - F1 & F1Q - Frequency 
  

TP - F1- cells A1 – A14   

TP - F1- cell A7A It should be clarified whether this value should be gross or net of reinsurance.  

TP - F1- cell A7B   

TP - F1- cell A7C   

TP - F1- cells B1 – B14   

TP - F1- cells B2 – C2   
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Deadline 
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TP - F1- cells B4-C1   

TP - F1- cells BA1 – BA13   

TP - F1- cell BB1   

TP - F1- cell BB10   

TP - F1- cell BB13   

TP - F1- cells BC1 – BC13   

TP - F1- cells BD1 – BD13   

TP - F1- cells BF1 – BF13   

TP - F1- cells CB1 – CB14A   

TP - F1- cells CC1 – CC14   

TP - F1- cells CD1 – CD14A   

TP - F1- cells C1 – C14A   

TP - F1- cells CB9A – C9A   

TP - F1- cells E1 – E13   

TP - F1- cells FB7A   

TP - F1- cells FB7B   

TP - F1- cells FB7C   

TP - F1- cells IA1 – IA 13   

TP - F1- cells J1 – JL13   

TP - F1- cells M1-M13   

TP - F1- cells N1-N13   

TP - F1- cells O1-O13   

TP - F1- cells P1-P13   

TP - F1- cells Q1-Q13   

TP - F1Q- cells A1-A13   

TP - F1Q- cell A7A   
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20 January 2012  

12:00 CET 

TP - F1Q- cell A7B   

TP - F1Q- cell A7C   

TP - F1Q- cells B1-B13   

TP - F1Q- cells C1-C14A   

TP - F1Q- cell C11   

TP - F1Q- cell C12   

TP - F1Q- cell C13   

TP - F1Q- cell C14A   

TP - F1Q- cell E1-E13   

TP – F2- General  
It should be clarified whether the cash flows are gross or net of reinsurance.  

TP – F2- Purpose 
  

TP – F2- Benefits 
  

TP – F2- Costs 
  

TP – F2- Groups 
  

TP – F2- Materiality 
  

TP – F2- Disclosure 
  

TP – F2- Frequency 
  

TP – F2- cells A1-A34    

TP – F2- cells C1 – C35   

TP -F2- cells D1-D35   

TP -F2- cells F1-F35    

 TP -F2- cells AU1 –AU35   

 TP -F2- cells CU1 – CU35   

 TP -F2- cells DU1 – DU35   

 TP -F2- cells FU1 – FU35   
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 TP -F2- cells I1 –I35   

 TP -F2- cells J1 –J35   

 TP -F2- cells K1 –K35   

 TP -F2- cells L1 –L35   

 TP -F2- cells M1 –M35   

 TP -F2- cells N1 –N35   

 TP -F2- cells O1 –O35   

 TP -F2- cells P1-P35    

 TP -F2- cells Q1 –Q35   

 TP -F2- cells R1 –R35   

 TP -F2- cells S1 –S35   

 TP -F2- cells T1 –T35   

 TP -F2- cells U1 – U35   

 TP -F2- cells CH1 –CH35   

 TP -F2- cells DH1 –DH35   

 TP -F2- cells FH1 –FH35   

 TP -F2- cells V1 –V35   

 TP -F2- cells X1 – X35   

 TP -F2- cells Y1-Y35    

 TP -F2- cells Z1- Z35    

 TP -F2- cells GH1 –GH35   

TP – F3- General   

TP – F3- Purpose   

TP – F3- Benefits 
  

TP – F3- Costs 
  

TP – F3- Groups 
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TP – F3- Materiality 
  

TP – F3- Disclosure 
  

TP – F3- Frequency 
  

TP - F3- cell A1 

Further guidance on this is required what the process would be if an undertaink 

uses the commercial name for a product, which may change over time. 

 

TP - F3- cell A2A   

TP - F3- cell A2B   

TP - F3- cell A2C   

TP - F3- cell A3 

It will be important that the definition of what a ring-fenced funds is clear once firms 

are required to submit their first Pillar 3 reporting.  

 

TP - F3- cell A4   

TP - F3- cell A5 

To ensure better comparability between different undertakings it may be usesful to 

provide a detailed product list.   

 

TP - F3- cell A6   

TP - F3- cell A7   

TP - F3- cell A8   

TP - F3- cell A9   

TP - F3- cell A10   

TP - F3- cell A15   

TP - F3- cell A21   

TP - F3- cell A24   

TP - F3- cell A26   

TP - F3- cell A30   

TP - F3- cell A34A   

TP - F3- cell A41   

TP – F3A- General  
  

TP – F3A- Purpose 
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TP – F3A- Benefits 
  

TP – F3A- Costs 
  

TP – F3A- Groups 
  

TP – F3A- Materiality 
  

TP – F3A- Disclosure 
  

TP – F3A- Frequency 
  

TP - F3A- cell A1   

TP - F3A- cell A2   

TP - F3A- cell A3   

TP - F3A- cell A4   

TP - F3A- cell A5   

TP - F3A- cell A6   

TP - F3A- cell A7   

TP - F3A- cell A8   

TP - F3A- cell A9   

TP - F3A- cell A10   

TP - F3A- cell A11   

TP - F3A- cell A12   

TP - F3A- cell A13   

TP - F3A- cell A14   

TP - F3A- cell A15   

TP - F3A- cell A16   

TP - F3B- cell A1   

TP - F3B- cell A2   

TP - F3B- cell A3   
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TP - F3B- cell A4   

TP - F3B- cell A5   

TP - F3B- cell A6   

TP - F3B- cell A7   

TP - F3B- cell A8   

TP - F3B- cell A9   

TP - F3B- cell A10   

TP – F4- General  
• Guidance on the types of products falling into this category may be useful to undertakings 

completing this template.  
 

 

TP – F4- Purpose 
  

TP – F4- Benefits 
  

TP – F4- Costs 
  

TP – F4- Groups 
  

TP – F4- Materiality 
  

TP – F4- Disclosure 
  

TP – F4- Frequency 
  

TP - F4- cell A0   

TP - F4- cell A1   

TP - F4- cell A2   

TP - F4- cell A3   

TP - F4- cell A4   

TP - F4- cell A5   

TP - F4- cell B1   

TP - F4- cell C1   
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TP - F4- cell D1   

TP - F4- cell A6   

TP – E1 & E1Q- General  
  

TP – E1 & E1Q - Purpose 
  

TP – E1 & E1Q - Benefits 
  

TP – E1 & E1Q - Costs 
  

TP – E1 & E1Q - Groups 
  

TP – E1 & E1Q - Materiality 
  

TP – E1 & E1Q - Disclosure 
  

TP – E1 & E1Q - Frequency 
  

TP - E1- cells A1-P1   

TP -E1- cellss A2-L2   

TP -E1- cellss A3-L3   

TP -E1- cellss M4-P4   

TP -E1- cellss A5-P5   

TP -E1- cellss A6-L6   

TP -E1- cellss M7-P7   

TP -E1- cellss A9-P9   

TP -E1- cells A10-P10   

TP -E1- cells A11-P11   

TP -E1- cells A12-P12   

TP -E1- cells A14-L14   

TP -E1- cells A15-L15   

TP -E1- cells M16-P16   

TP -E1- cells A18-P18   
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TP -E1- cells A19-P19   

TP -E1- cells A20-P20   

TP -E1- cells A21-P21   

TP -E1- cells A25-P25   

TP -E1- cells A29-P29   

TP -E1- cells A30-P30    

TP -E1- cells A31-P31   

TP -E1- cells A32-P32   

TP -E1- cells A33-P33   

TP -E1- cells A34-P34   

TP -E1- cells A35-P35   

TP -E1- cells A36-P36   

TP -E1- cellss A37-P37   

TP -E1- cellss A38-P38   

TP -E1- cellss A39-P39   

TP -E1- cellss A40-P40   

TP -E1- cellss A41-L53   

TP - E1 Q- cells A1-R1   

TP - E1 Q- cells A2-R2   

TP - E1 Q- cells A3-R3   

TP - E1 Q- cells A5-R5   

TP - E1 Q- cells A6-R6   

TP - E1 Q- cells A10-R10   

TP – E2- General  
  

TP – E2- Purpose 
  

TP – E2- Benefits 
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TP – E2- Costs 
  

TP – E2- Groups 
  

TP – E2- Materiality 
  

TP – E2- Disclosure 
  

TP – E2- Frequency 
  

TP - E2- cells A1-A31   

TP - E2- cells B1-B31   

TP - E2- cells C1-C31   

TP - E2- cells D1-D31   

TP - E2- cells E1-E31   

TP - E2- cells F1-F31   

TP – E3- General  
  

TP – E3- Purpose 
  

TP – E3- Benefits 
  

TP – E3- Costs 
  

TP – E3- Groups 
  

TP – E3- Materiality 
  

TP – E3- Disclosure 
  

TP – E3- Frequency 
  

TP - E3- cells A00   

TP - E3- cells A01   

TP - E3- cells A02   

TP - E3- cells A03: N   

TP - E3- cells A04   
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TP - E3- cells A1-A15-J0   

TP - E3- cells A17-A31-J16   

TP - E3- cells A33-A47-J32   

TP - E3- cells P1-P15-J0   

TP - E3- cells P33-P47-J32   

TP - E3- cells AE1-AE15-J0   

TP - E3- cells AE17-AE31-J0   

TP - E3- cells AE33-AE47-J0   

TP - E3- cells IH1-IE15B   

TP – E4- General  
  

TP – E4- Purpose 
  

TP – E4- Benefits 
  

TP – E4- Costs 
  

TP – E4- Groups 
  

TP – E4- Materiality 
  

TP – E4- Disclosure 
  

TP – E4- Frequency 
  

TP - E4- cells A1-A10   

TP - E4- cells B1-B10   

TP - E4- cells C1-C10   

TP - E4- cells D1-D10   

TP - E4- cells E1-E10   

TP - E4- cells F1-F10   

TP - E4- cells G1-G10   

TP - E4- cells H1-H10   
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TP - E4- cells I1-I10   

TP - E4- cells J1-J10   

TP - E4- cells K1-K10   

TP - E4- cells L1-L10   

TP - E4- cells M1-M11   

TP - E4- cells N1-N11   

TP - E4- cells O1-O11   

TP - E4- cells P1-P10   

TP - E4- cells Q1-Q10   

TP - E4- cells R1-R10   

TP - E4- cells S1-S10   

TP - E4- cells T1-T10   

TP – E6- General  
  

TP – E6- Purpose 
  

TP – E6- Benefits 
  

TP – E6- Costs 
  

TP – E6- Groups 
  

TP – E6- Materiality 
  

TP – E6- Disclosure 
  

TP – E6- Frequency 
  

TP – E6- cells A1-A20   

TP – E6- cells B1-B20   

TP – E6- cells C1-C20   

TP – E6- cells D1-D20   

TP – E6- cells E1-E20   
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TP – E6- cells F1-F20   

TP – E6- cells G1-G20   

TP – E6- cells H1-H20   

TP – E6- cells I1-I20   

TP – E6- cells J1-J20   

TP – E6- cells K1-K20   

TP – E6- cells L1-L20   

TP – E6- cells AE1-AE20   

TP – E6- cells AF1-AF20   

TP – E7A- General  
  

TP – E7A- Purpose 
  

TP – E7A- Benefits 
  

TP – E7A- Costs 
  

TP – E7A- Groups 
  

TP – E7A- Materiality 
  

TP – E7A- Disclosure 
  

TP – E7A- Frequency 
  

TP – E7A- cell A1   

TP – E7A- cell B1   

TP – E7A- cell C1   

TP – E7A- cell D1   

TP – E7A- cell E1   

TP – E7A- cell F1   

TP – E7A- cell G1   

TP – E7A- cell H1   
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TP – E7A- cell I1   

TP – E7A- cell J1   

TP – E7A- cell K1   

TP – E7A- cell L1   

TP – E7A- cell M1   

TP – E7B- General  
  

TP – E7B- Purpose 
  

TP – E7B- Benefits 
  

TP – E7B- Costs 
  

TP – E7B- Groups 
  

TP – E7B- Materiality 
  

TP – E7B- Disclosure 
  

TP – E7B- Frequency 
  

TP – E7B- cell A01 
  

TP – E7B- cell A1 
  

TP – E7B- cell B1 
  

TP – E7B- cell C1 
  

TP – E7B- cell D1  
  

TP – E7B- cell E1 
  

Re - J1- General  
  

Re - J1- Purpose 
  

Re - J1- Benefits 
  

Re - J1- Costs 
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Re - J1- Groups 
  

Re - J1- Materiality 
  

Re - J1- Disclosure 
  

Re - J1- Frequency 
  

Re - J1- cell A00   

Re - J1- cell A1   

Re - J1- cell B1   

Re - J1- cell C1   

Re - J1- cell D1   

Re - J1- cell E1   

Re - J1- cell F1   

Re - J1- cell G1   

Re - J1- cell H1   

Re - J1- cell I1   

Re - J1- cell J1   

Re - J1- cell K1   

Re - J1- cell L1   

Re - J1- cell M1   

Re - J1- cell N1   

Re - J1- cell P1   

Re - J1- cell Q1   

Re - J1- cell W1   

Re - J1- cell Y1   

Re - J1- cell Z1   

Re - J1- cell AB1   

Re - J1- cell AC1   
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Re - J1- cell A01   

Re - J1- cell A11   

Re - J1- cell B11   

Re - J1- cell C11   

Re - J1- cell D11   

Re - J1- cell E11   

Re - J1- cell F11   

Re - J1- cell G11   

Re - J1- cell H11   

Re - J1- cell I11   

Re - J1- cell J11   

Re - J1- cell K11   

Re - J1- cell L11   

Re - J1- cell M11   

Re - J1- cell O11   

Re - J1- cell U11   

Re - J1- cell W11   

Re - J1- cell X11   

Re - J1- cell Z11   

Re - J1- cell AA11   

Re – J2- General  
  

Re – J2- Purpose 
  

Re – J2- Benefits 
  

Re – J2- Costs 
  

Re – J2- Groups 
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Re – J2- Materiality 
  

Re – J2- Disclosure 
  

Re – J2- Frequency 
  

Re - J2- cell A1   

Re - J2- cell B1   

Re - J2- cell C1   

Re - J2- cell D1   

Re - J2- cell E1   

Re - J2- cell F1   

Re - J2- cell G1   

Re - J2- cell H1   

Re - J2- cell I1   

Re - J2- cell J1   

Re - J2- cell K1   

Re - J2- cell L1   

Re - J2- cell M1   

Re - J2- cell N1   

Re - J2- cell O1   

Re - J2- cell P1   

Re - J2- cell Q1   

Re - J2- cell R1   

Re - J2- cell S1   

Re - J2- cell T1   

Re - J2- cell U1   

Re - J2- cell V1    

Re - J2- cell W1   
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Re - J2- cell X1   

Re - J2- cell Y1   

Re - J2- cell Z1   

Re - J2- cell AA1   

Re - J2- cell AB1   

Re - J2- cell AC1   

Re - J2- cell AD1   

Re - J2- cell AE1   

Re - J2- cell AF1   

Re - J2- cell AG1   

Re - J2- cell AM1   

Re - J2- cell AO1   

Re - J2- cell AP1   

Re - J2- cell AQ1   

Re – J3- General  
   

Re – J3- Purpose 
  

Re – J3- Benefits 
  

Re – J3- Costs 
  

Re – J3- Groups 
  

Re – J3- Materiality 
  

Re – J3- Disclosure 
  

Re – J3- Frequency 
  

Re - J3- cell A1   

Re - J3- cell B1   

Re - J3- cell C1   
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Re - J3- cell D1   

Re - J3- cell E1   

Re - J3- cell F1   

Re - J3- cell G1    

Re - J3- cell H1   

Re - J3- cell I1   

Re - J3- cell J1   

Re - J3- cell L1   

Re - J3- cell M1   

Re - J3- cell O1   

Re - J3- cell P1    

Re - J3- cell Q1   

Re - J3- cell R1   

SPV - General  
  

SPV - Purpose 
  

SPV - Benefits 
  

SPV - Costs 
  

SPV - Groups 
  

SPV - Materiality 
  

SPV - Disclosure 
  

SPV - Frequency 
  

SPV- cell A1   

SPV- cell B1   

SPV- cell B1A   

SPV- cell C1   
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SPV- cell D1   

SPV- cell E1   

SPV- cell F1   

SPV- cell F1A   

SPV- cell G1   

SPV- cell H1   

SPV- cell I1   

SPV- cell J1   

SPV- cell K1   

SPV- cell L1   

SPV- cell M1   

SPV- cell N1   

SPV- cell O1   

SPV- cell P1   

SPV- cell Q1   

SPV- cell R1   

SPV- cell S1   

SPV- cell T1   

SPV- cell V1   

SPV- cell W1   

SPV- cell X1   

SPV- cell Y1   

SPV- cell Z1   

G01-Purpose   

G01-Benefits   

G01-Costs   
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G01-Application   

G01-Materiality   

G01-Disclosure   

G01-Frequency   

G01- cell A1   

G01- cell B1 

The log states that this is “Reference number which was allocated to (re)insurance 

undertaking in EEA”.  It is not clear exactly what the reference number would be. Does 

EIOPA envisage this to be the Regulatory Registration number or the Company 

Registration number? This should be made clear in the LOG as no examples are given  

G01- cell C1   

G01- cell D1   

G01- cell E1   

G01- cell F1   

G01- cell G1   

G01- cell H1 

The term “Total balance sheet”could be interpreted in various ways.  Does EIOPA 

mean total assets over liabilities? Or total assets? Or own funds? This could be made 

clearer.  

G01- cell I1   

G01- cell J1   

G01- cell K1   

G01- cell L1   

G01- cell M1   

G01- cell N1   

G01- cell O1   

G01- cell P1   

G01- cell Q1   

G01- cell R1   

G01- cell S1   
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G01- cell T1   

G01- cell U1   

G01- cell V1   

G03 & G04-Purpose 

The LOG has explanations for Q1 and R1 which relate to “Decision on equivalence” but 

these cells are not on the template. They appear to have been dropped since the last 

consultation in which case they should be removed from the log.  

G03 & G04-Benefits   

G03 & G04-Costs   

G03 & G04-Application   

G03 & G04-Materiality   

   

G03 & G04-Frequency   

G03- cell A1   

G03- cell B1   

G03- cell C1   

G03- cell D1   

G03- cell E1   

G03- cell F1   

G03- cell G1   

G03- cell H1   

G03- cell I1   

G03- cell J1   

G03- cell K1   

G03- cell L1   

G03- cell M1   

G03- cell N1   

G03- cell O1   
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G03- cell P1   

G04- cell A1   

G04- cell A2   

G04- cell B1   

G04- cell C1   

G04- cell D1   

G04- cell E1   

G14-Purpose    

G14-Benefits   

G14-Costs   

G14-Application   

G14-Materiality   

G14-Disclosure   

G14-Frequency   

G14- cell A1   

G14- cell B1   

G14- cell C1   

G14- cell D1   

G14- cell E1   

G14- cell F1   

G14- cell G1   

G14- cell H1   

G14- cell I1   

G14- cell J1   

G14- cell K1   

G14- cell L1   
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G14- cell M1   

G14- cell N1   

G14- cell O1   

G14- cell P1   

G14- cell Q1   

G14- cell R1   

G20-Purpose    

G20-Benefits   

G20-Costs   

G20-Application   

G20-Materiality   

G20-Disclosure   

G20-Frequency   

G20- cell A1   

G20- cell B1   

G20- cell C1   

G20- cell D1   

G20- cell E1   

G20- cell F1   

G20- cell I1   

G20- cell J1   

G20- cell K1   

IGT1 to IGT4-Purpose   

IGT1 to IGT4-Benefits   

IGT1 to IGT4-Costs   

IGT1 to IGT4-Application   
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IGT1 to IGT4-Materiality   

IGT1 to IGT4-Disclosure   

IGT1 to IGT4-Frequency   

IGT1- cell B6    

IGT1- cell C6   

IGT1- cell D6   

IGT1- cell E6   

IGT1- cell F6   

IGT1- cell G6   

IGT1- cell H6   

IGT1- cell I6   

IGT1- cell J6   

IGT1- cell K6   

IGT1- cell L6   

IGT1- cell M6   

IGT1- cell N6   

IGT1- cell O6   

IGT1- cell P6   

IGT1- cell Q6   

IGT1- cell R6   

IGT1- cell S6   

IGT2- cell B6    

IGT2- cell C6   

IGT2- cell D6   

IGT2- cell E6   

IGT2- cell F6   
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IGT2- cell G6   

IGT2- cell H6   

IGT2- cell I6   

IGT2- cell J6   

IGT2- cell K6   

IGT2- cell L6   

IGT2- cell M6   

IGT2- cell N6   

IGT2- cell O6   

IGT2- cell P6   

IGT2- cell Q6   

IGT2- cell R6   

IGT2- cell S6   

IGT2- cell T6   

IGT2- cell U6   

IGT2- cell V6   

IGT2- cell W6   

IGT3- cell B6   

IGT3- cell C6   

IGT3- cell D6   

IGT3- cell D6   

IGT3- cell E6   

IGT3- cell F6   

IGT3- cell G6   

IGT3- cell H6   

IGT3- cell I6   
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IGT3- cell J6   

IGT3- cell K6   

IGT3- cell L6   

IGT3- cell M6   

IGT3- cell N6   

IGT3- cell O6   

IGT4- cell B5    

IGT4- cell C5    

IGT4- cell D5   

IGT4- cell E5   

IGT4- cell F5   

IGT4- cell G5   

IGT4- cell H5   

IGT4- cell I5   

IGT4- cell J5   

IGT4- cell K5   

IGT4- cell L5   

IGT4- cell M5   

IGT4- cell N5   

IGT4- cell O5   

IGT4- cell P5   

RC-Purpose    

RC-Benefits   

RC-Costs   

RC-Application   

RC-Materiality   
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RC-Disclosure   

RC-Frequency   

RC- cell A2   

RC- cell A3 

Nature of exposure: Insurers could be explosed to more than one type of asset from 

one counterparty. Please clarify if separate lines need to be completed in these 

circumstances.  

RC- cell A4 

Country of exposure: Insurers could be exposed to one counterparty in respect of 

more than one currency.  Please clarify if separate lines need to be completed in these 

cases.  

RC- cell A5   

RC- cell A6   

RC- cell A7   

RC- cell A8   

RC- cell A9   

RC- cell A10 

Group entity subject to the exposure: Please clarify whether one line should be 

completed for each entity where there is a single counterparty and several entities in 

the group are exposed to risk. For example it could be the case that an insurers 

enities has several reinsurance treaties with different entities in the group – should 

one line be completed for all the entites in the group or separate line for each entity  

RC- cell A11   

RC- cell A12   

RC- cell A13   

RC- cell A14   

RC- cell A15   

RC- cell A16   

RC- cell A17   

RC- cell A18   

 


